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PbIHOK AKLUUW, PAP U NMAEB NMU$POB

OBbEM TOPIroB AKUUAMU, PAP U MAAMU NMUPOB
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B ceHTa6pe MHaekc MMBB cHuauncs Ha 5,2% 0o 1642,97 nyHkroB (1733,17 Ha koHel aBrycta 2015 r.), fonnaposbiii
MHaekc PTC cHuaunca Ha 5,3% o 789,73 nyHkToB (833,6 Ha koHel, aBrycta 2015 r.). Kanutanusauus pbiHKa akLUmi
3a ceHTA6pb CHWU3WNAach Ha 3% W Ha NocneaHW ieHb Mecsilia cocTasuna 422,9 mnpa gonn. (436,1 mapa oonn. Ha
KoHeL aBrycTa 2015 ).

U3MEHEHUE LUEHbI 3AKPbITUA «TOAYBbIX PULLEK» 3A MECHL,

LKOH Cpeau «ronybbix puLLex»
MOHW3UIIUCD LieHbl 0BbIKHOBEHHbIX aKLiMi

- OAO HK JTYKOW — Ha 11,4% (2242,9 py6./akw.),
FEES OAO I'MK «Hop.Hukenb» —Ha 10,1% (9500 py6./akuL),
GAZP OAQ ®CK E3C — Ha 9,3% (0,05893 py6./aku.),

N OAO lasnpom —Ha 9,2% (134,55 py6./aku.),

OAO CyprytHedTeras — Ha 2,3% (33,5 py6./aku.),

Vi OAO baHk BTB — Ha 1,9% (0,0677 py6./aKu.),

ROSN OAO HK PocHedTb — Ha 0,9% (242,95 py6./aKu.),
SBER MOBbLICMIUCD LIEHbI OBbIKHOBEHHDbIX aKLLMM
QT OAO C6epbatk Poccun — Ha 1,1% (75,3 py6./aKu.),

OAO Poctenekom —Ha 5,5% (85,98 py6./aku.),
PLZL % OAO MNontoc 3010710 — Ha 22,4% (2900 py6./aKuL.).
5 0 s 0 s 0 15 20 %
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AMAEPbI MO OEbEMY TOPIOB HA PbIHKE AKLWIA, PAP U MNAEB NU$POB 3A MECSL,

JNnpepamu no o6bemy Topros ctanu akunn OAO «CoepbaHk
Poccum» (SBER), 06beM TOProB KOTOPbIMK COCTaBWI

153,2 mnpa py6. (21%), Ha BTOpOM MecTe 06bIKHOBEHHbIE
akumu OAO «lasnpom» (GAZP) — 101,5 mnpa py6. (14%),

Ha TpeTbeM MecTe 0BblKHOBEHHbIe akLii OAO «JTYKOMI»
(LKOH)— 69 mnppa py6. (9%), Ha ueTBEpTOM MecTe
06bikHoBeHHble OAO N'MK «Hop.Hukenb» (GMKN) —

62 Mnpa py6. (8%), Ha NATOM MecTe O6bIKHOBEHHbIE aKLMK
OAO «TatHedTb» (TATN) — 46 mnpga py6. (6%), Ha apyrve
LeHHble Bymarv npuwwnocb 303,4 mnpg py6. (42%).

PbIHOK KOPIMNMOPATUBHbIX, PETMOHAAbHbIX,
FOCYAAPCTBEHHbBIX OBAUTALMA M EBPOOBAUTALMN

OBbEM TOPIroB CTPYKTYPA OBbEMA TOPIOB
OBAUTALNAMU 3A NMOCAEAHWMN MECHAL,
mnpa pyé.
1747
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obmraumnu
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06beM Topros 06/MraLmMsaMuy 3a ceHTabpb coctasun 906 Mnpa py6. CpeaHeHeBHOM 06beM TOproB cocTasun 41,2
mnpg py6., uto Ha 15% BblilLe ypOBHS Npeablayliero Mecsiua. Ha gonto kopnopaTuBHbIx o6nurauuii npywinocb 402
mApa py6. (44,4% coBokynHoro o6bema TOpro.), Ha LO/t0 peErMoHanbHbix 06nuraunii — 34 mnpa py6. (3,7%), Ha

ZLOJH0 rOCYZlapCTBEHHDbIX 06nuraumii — 243,5 mnpg py6. (26,9%), Ha ponto espoobnuraumnii — 32,7 mnpg py6. (3,6%).
06beM pasMmelLieHWH obnuraumii coctasun 193,8 mnpga py6. (21,4%).

U3MEHEHME UHAEKCOB PbIHKA OBAUIALMIA 3A MECHL,

3a Mecsau MHaekc rocyaapcTeeHHbix obnurauuii (RGBITR)
BbIpoC Ha 2,5% no 332,82 (324,69 n. Ha KOHeL, aBrycra
2015 r.), uHaeKc kopnopaTuBHbIx o6nuraumii MICEXCBITR
(MHAEKC UMCTBIX LieH) BbIpocC Ha 1,4% v cocTaBun

273,43 nyHkToB (269,71 n. Ha KoHel aerycta 2015 1),
MHAEKC MyHULMNanbHbIx o6nuraumi MICEXMBITR Bbipoc
Ha 1% v cocTasun 190,31 nyHkToB (188,4 n. Ha KoHeL|,
aBrycrta 2015r.).

MICEXMBITR

%
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MpencraBnexHas BallemMy BHUMaHWIO MHGOPMaLWS NpeaHa3HaueHa UCKITFOUNTENBHO A1t 03HaKOMAEHUS. HacTOSLLIMIA KOMMEHTapHWIM He COLEPXMT HUKaKKX PEKOMeHAaLMI
1 He ABNSETCS NPSAMbIM PYKOBOACTBOM K AEMCTBMIO Ha GpUHAHCOBbIX pbiHKax. (495) 363-32-32, info@moex.com, moex.com

>


http://moex.com

K

PE3YABTATbl PABOTbHlI PEIHKOB MOCKOBCKOM BUPXXU ® CEHTABPbL 2015 3

CPO4YHbIN PbIHOK

OBbEM TOPIOB
HA CPO4YHOM PbIHKE

mnpa py6.

MJIH KOHTP.
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CTPYKTYPA OBEbEMA TOPIroB
3A MOCAEAHWA MECHL,

6,0% 5,9%

® NWHCTPYMEHTbI Ha UHAEKCbI WNHCTPYMEHTbI Ha (POH/0BbIE aKTUBbI
® MHCTPYMEHTbI Ha BaslOTHbIE aKTUBbI H WHCTPYMEHTbI Ha NPOLEHTHbIE aKTUBb
B HCTPYMEHTbI HA TOBAPHbIE aKTUBbI

Ha cpo4HOM pbiHKe 06beM TOProB 3a CEHTA6Pb COCTaBMI
10,7 TpnH py6. vnu 173 MiH KoHTp. CpeaHeAHEBHOW 06beM
ToproB coctasun 484,7 mnppa pyb6., 4To Ha 132 H1Xe YPOBHS
npeapblayLiero mecsita. O6bem OTKpbITbIX MO3WLIMI Ha KOHeL,
MmecsiLa coctaBmn 8 MIH KOHTP. unn 482 mnppa py6. Ha

010 MPOM3BOAHDIX MHCTPYMEHTOB Ha UHAEKCHI NPULLNOCH
2,3 TpsiH py6. (21,2% coBokynHOro o6bema TOpros),
WMHCTPYMEHTOB Ha pOHAOBbIE aKTUBbl — 222 MNpA pyob.
(2,1%), UHCTPYMEHTOB Ha BasltOTHbIE aKTWUBbI — 7,5 TPJH

py6. (70,8%), MHCTPYMEHTOB Ha NPOLIEHTHbIE aKTUBbI —

1,3 mapa py6. (0,01%), MHCTPYMEHTOB Ha TOBapHblEe aKTUBbI —
633,2 mnpa py6. (5,9%).

MpencraBnexHas BallemMy BHUMaHWIO MHGOPMaLWS NpeaHa3HaueHa UCKITFOUNTENBHO A1t 03HaKOMAEHUS. HacTOSLLIMIA KOMMEHTapHWIM He COLEPXMT HUKaKKX PEKOMeHAaLMI
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AMAEPBI MO OBBbEMY TOPIroB
HA CPOYHOM PbIHKE 3A MECAL,

npyrme
4,0%

Jlngepamu no 06beMy TOProB Ha CPOYHOM PbIHKE CTasu:
KoHTpaKT Ha kypc gonnap-py6nb (Si-) — 7 TpnH py6. (65,3%), Ha
BTOpoM MecTe KoHTpakT Ha UHaekce PTC (RTS) — 2,2 TpsiH py6.
(20,2%), Ha TpeTbeM MecTe KOHTpaKT Ha HepTb copTa «<BRENT»
(BR-)—549,2 mnpg py6. (5,2%), Ha ueTBepToM MecTe KoHTpakT
Ha Kypc eBpo-gonnap (ED-) 407,8 mnpz py6. (3,8%), Ha naTom
mecTe KoHTpaKT Ha Kypc eBpo-py6inb (Eu—) —158,2 mnpa py6.
(1,5%), Ha ipyrve NpOM3BOAHbIE MHCTPYMEHTbI MPULLINOCH
424,5 MnpH py6. (4%).

BAAIOTHO-AEHEXHbIW PbIHOK

KYPCbl BAAIOT

py6./nonn. py6./eBpo
80 - - 80
75 A - 75
70 4 - 70
65 - - 65
60 1 - 60
55 1 - 55
50 - 50
45 - 45
40 - - 40
35 35
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USD/RUB_TOM

OBbEM TOPIOB
HA BAAIOTHOM PbIHKE

mnpa py6.
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B ceHTabpe Habntoaanoch ocnebneHue aMeprUKaHCKOM

W eBPOMNENCKOM BantoTbl. 3a MecsL, Kypc Aosiapa
pacuyeTamu «3aBTpa» cHuauncs Ha 0,9 py6. (1,3%) no

65,57 py6./80n1., KypC EBPO PaCUETaMM «3aBTPa» CHU3UICS
Ha 1,3 py6. (1,7%), cocTaBuB Ha KoHeL, CeHTA6pba 2015 T.
73,46 py6./espo.

24 039
20 010 20 148 20 071

= 06bem TOpros  CBOIM

m O6bem Topros  CMOT
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CTPYKTYPA OEbEMA TOPIOB 3A MOCAEAHMI MECSAL,

Ob6beM TOProB Ha BaIFOTHOM PbIHKE 3a CEHTA6Pb COCTaBWN
34,6 TpnH py6. CpeaHeaHEBHOM 06beM TOProB COCTaBMI
1570,63 mnpa py6., UTO Ha 4% BblLLie YPOBHS NpedblayLLero
mecsua. Ha 1onto KkaccoBbix cAenok npuwnock 10,5 TpaH pyo.
84,5% PeiHOK "nonap-py6rs" (30,4% coBOKyMHOro 06bema TOProB.), Ha A0S0 onepaLui
PbiHOK "eBpo-py6nb" cBon 24 TpnH py6. (69,6%).
" Ha nonto onepaumi «gonnap-py6nb» npuwinocs 29,2
TPpSH py6. (84,5% COBOKYMHOro 06beMa TOPro.), «eBpo-
py6nb» — 4,6 TpnH pyb. (13,4%), «eBpo-monnap» — 0,6

PbiHOK "eBpo-pomnnap

PblHOK "toaHb-py6nb"
13,4%

¥ Mpotine TpAH py6. (1,7%), «t0aHb-py6rib» — 150 mnpa py6. (0,4%),
Ha NpoYMe MHCTPYMEHTbI — 2,5 MnpAa pyo.
N 1,7%
\ 04%
OBbEM TOPIroB CTPYKTYPA OBbEMA TOPIOB
HA AEHEXXHOM PbIHKE 3A MOCAEAHUI MECAL,

TpAH py6.
Mpsmoe PEMO ¢ baHkom
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O6beM TOproB Ha IEHEXHOM pbIHKe 3a CeHTA6pb cocTasun 17,9 TpnH py6. CpeaHeAHEBHOM O6bEM TOProB COCTaBMI

813, mnpa py6., uTto Ha 13% BbiLLie YpOBHS NpeablayLuero Mecsaua. Ha gonto onepaumi Mpamoe PEMO ¢ baHkom Poccuu ¢ akumsmu
1 [IP npuwnocs 85,8 mnpg py6. (0,5% cosokynHoro o6bema Topros), npsimoro PEMO ¢ baHkom Poccuu ¢ Od3/0BP — 1,3 TpniH py6.
(7,3% coBokynHoro o6bema Topros), npsmoro PEMO ¢ baHkom Poccuu ¢ npou. o6auvraumsamu — 2,8 TpiiH py6. (15,9% coBokynHoro
o6beMa Toprog), Mexaunepckoro PEMO c akumsamu v PAP — 1,1 TpnH py6. (6,2% coBOKyNHOro o6bema TOProe), MEXAWUIEPCKOTo
PEMO c O®3/0BP —391,3 mnpa py6. (2,2% coBoKyrnHoro o6bema Topros), Mexaunepckoro PEMO ¢ npou. obavraumamm — 2

TpJH py6. (11,3% coBokynHoro o6bema Topros), PEMO ¢ LK ¢ akuuamu n PAP — 2,7 1pnH py6. (15% coBokynHoro o6bema Topros),
PEMO ¢ LIK ¢ O®3/0BP — 1,7 TpaH py6. (9,4% cosokynHoro o6bema Topros), PEMO ¢ LK ¢ npou. o6nuraumsamu — 3 TpiH py6. (16,7%
COBOKYMHOIo 06beMa TOpro.), IEN03UTHO-KPEAWTHbIX onepaLiii — 2,8 TpsH py6. (15,5% coBokynHOro o6bema Toproe).

A/
TOBAPHbIN PbIHOK
OBbEM TOPIroB 3ePHOBbIMU UHTEPBEHLUMVAMU OBbEM TOPIrOB APAI. METAAAAMU
mMnpa py6. Mnpa.py6

107 106

Mait

CeHTs6pb
OkTs6pb
Hosi6pb
[Jekabpb
SlHBapb
®despanb
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MioHb
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AsrycT
CeHTs6pb
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O6beM Topros Ha ToBapHOM pbiHke cocTaeun 10,8 mnpa py6. Ha fonto aparoueHHbix Metannos npuwnock 10,6 mnpa py6. (98%),
Ha 00 3epHOBbIX MHTEPBEHLMI NpuLnock 0,2 Mnpa py6 (2%).(100%), 3epHOBbIX UHTEPBEHLIMIA B aBryCTe He MPOBOAMOCH.

ﬂpeucmaneHHag Ballemy BHUMaHUIO MHCbODMaLLMﬂ npeaHa3HayeHa UCKITHYUTETIbHO AJ19 O3HAKOMIIEHKS. HaCTOﬂU_ll/Il;I KOMMeHTaDVIl;I HE COAEPXMUT HHUKaKMX DeKOMeHJJaLLMI;I
1 He SIBNSIETCS NPSIMbIM PYKOBOACTBOM K AENCTBUIO Ha GPUHAHCOBbIX PbiHKax. (495) 363-32-32, info[@moex.com, moex.com
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MpunoxeHue 1

PE3YABTATbI PABOTbl PbIHKOB MOCKOBCKOM BUPXW 3A CEHTABPb 2015

CeHTS6pb Asryct N3MeHeHne
06beM Topros, Yucro caenok, O6bem Toproe, Yucno caenok, ©Obema
mM7pa pyo. ThIC. LUIT. mM7pa pyo. ThIC. LUIT. Topros, %
PbiHok akuui, 1P v naes MUdoB
PbiHok T+ 682,3 8127,7 758,4 83921 -10,0
PbiHOK TO 53,1 1,1 40,5 0,5 30,9
PasmelleHus 0,0 0,0 0,3 0,0 -100,0
WUroro 735,4 8128,8 799,2 83927 -8,0
PbiHOK o6nurauum
KopnopatusHble ob6nurauunm 401,9 29,2 330,9 279 21,5
PernoHanbHble obavraumm 33,8 4,3 39,0 3,8 -13,4
['ocynapcTBeHHble obaunraumu 243,5 14,0 269,1 16,4 -9,5
EBpoobnuvrauum 32,7 0,4 49 0,2 563,0
Pa3smeLleHus 193,8 0,7 104,5 0,4 85,3
HUtoro 905,6 48,5 748,5 48,7 21,0
CpOUYHbI# pbIHOK
MHCTpYyMEeHTbI Ha MHAEKCbI 22583 6 807,5 22957 7205,5 -1,6
MHCTpyMeHTbI Ha OHAOBbIE aKTUBDI 222,2 3561,3 2431 3600,8 -8,6
MHCTpYMEeHTbI Ha BaNtOTHbIE aKTUBbI 7548,2 19933,5 8781,8 21709,7 —14,0
MHCTpYMEHTbI Ha NPOLIEHTHbIE aKTUBbI 1,3 0,5 1.4 0,6 -9.1
MHCTpYyMEHTbI Ha TOBApHbIE aKTUBbI 633,2 1855,5 410,4 1258,3 54,3
WUroro 10663,2 32158,3 117325 337749 -9,1
BantoTHbIM pbIHOK
[Lonnap-py6nb (cnot) 9356,3 1675,1 10435,0 1813,7 -10,3
EBpo-py6nb (cno) 937,0 176,0 910,3 168,8 2,9
Espo-gonnap (cnor) 87,3 53 85,1 4,8 2,5
KOaHb-py6nb (cnoT) 131,8 9,3 169,8 10,4 -22,4
Mpouee (cnom 2,3 1,1 2,9 0,9 -18,4
[Jonnap-py6nb (cBon) 19852,6 84,8 16 647,7 76,5 19,3
EBpo-py6nb (cBOM) 3677,7 21,5 27821 18,3 32,2
Espo-gonnap (ceom) 489,9 1,2 619,8 1,1 -21,0
K0aHb-py6nb (cBom) 18,8 0,7 21,6 0,8 -13,0
Mpouee (cBom) 0,1 0,2 0,3 0,2 —47,4
Ceonbl 24039,2 108,4 20071,5 96,9 19,8
CnoTtbl 10514,7 1866,8 11 603,0 1998,5 -9,4
WUToro 345539 1975,2 31674,4 2095,5 9,1
JleHeXXHbIH pbIHOK
Mpsimoe PEMO ¢ baHkom Poccuu akumm n 1P 85,8 0,3 59,5 0,1 44,2
Mpsimoe PETMO ¢ baHkom Poccun OD3/0BP 1310,9 1,7 11879 1,3 10,4
MNpamoe PEMO ¢ bankom Poccnun npoune obnuraumm 2 838,6 9,6 2603,8 7,7 9,0
Mexannepckoe PEMO akunu n P 1112,0 41,8 1126,4 40,0 -1.3
Mexaunepckoe PEMO O®3/0BP 391,3 1,7 343,3 1.8 14,0
Mexaunepckoe PEMNO npoune obaunraumm 2026,1 10,9 1776,2 10,4 14,1
PENO c UK akunn n AP 26788 38,9 2394,5 31,0 11,9
PEMO c LIK 0®3/0EP 1684,5 11,9 1429,3 10,8 17,9
PEMNO c UK npouure obnurauunu 2992,3 9,5 1927,6 8,7 55,2
Jleno3nTHO-KpeanTHblE onepaLu 2771,6 3,2 22640 3,2 22,4
Utoro 17 891,9 129,5 151123 114,9 18,4
ToBapHbIH pbIHOK
PbiHOK AparoueHHbIX MeTannos 10,6 0,00 10,7 0,00 -1,0
MHTEpBEHLMU 0,2 0,04 0,0 0,00 —
Cnotbl 0,0 0,00 0,0 0,00 -
HUToro 10,8 0,0 10,7 0,0 0,8
PbiHOK cTaHAapTHU3UpOBaHHbIX NM®U 0,0 0,0 0,0 0,0 -
061Kt 06beM TOpPros 64760,9 42 440,3 60077,8 44 426,7 7.8

HDGELCTGE!FIGHHBQ Ballemy BHUMaHUIO MHCbODMaLLWA npeaHa3HayeHa UCKITHYUTETIbHO AJ19 O3HAKOMIIEHKS. HaCTOﬂu_ll/Il;I KOMMeHTaDVIl;I HE COAEPXMUT HHUKaKMX DEKOMeHZlaLLMI;I
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MHAaeKkcbl akumi
OCHOBHble HHAEKCbI aKLIUH:
MHaoekc MMBB (MICEXINDEXCF)
MHaekc PTC (RTSI
MHaexc rony6bix dpuwiek (RTSSTD)
MHaekc BToporo swenoHa (MICEXSC)
MHaekc wupokoro pbiHka (MICEXBMI)
OTpacneBble HHAEKCbI:
HedTb 1 raz (MICEXO&G)
AnekTpoaHepreTuka (MICEXPWR)
MoTpe6utenbckuii cextop (MICEXCGS)
TenekommyHwukauuu (MICEXTLC)
MawwmHocTtpoerue (MICEXMNF)
®uHaHcbl (MICEXFNL)
Xumusa u HedpTexumusa (MICEXCHM)
Metannbi 1 nobbiya (MICEXM&M)
TpaHcnopt (MICEXTRN)
TeMaTHuecKHe UHAEKCDI:
MMBB10 (MICEX10INDEX)
MHaekc MMBB MHHoBauum (MICEXINNOV)
Nupekc PTC Cubupb (RTSSIB)
WHAaekcbl o6nuraumi
MHpekc rocynapcteeHHbix o6nurauuii (RGBITR)
MHaekc kopnopaTtuBHbIx o6auraumi (MICEXCBITR)
MHaekc MyHUUMnanbHbix o6auraumnii (MICEXMBITR)
MHAeKCbl akTUBOB NEHCHOHHbIX HAaKOMEHHH
KoncepsatuaHbii (RUPCI)
C6anaHcupoBaHHbii (RUPMI)
ArpeccwuBHbiii (RUPAI)
MHAUKATOP CPOUHOrO pbIHKa:

Mupexc BonatunbHoctH (RTSVX)

HavmMeHoBaHWe

Kypcbi BanioT
[Jonnap-py6nb
EBpo-pybnb
HOaHb-py6b

3HauyeHue, NyHKTbI

CeHTa6pb

1642,97
789,73
10 906,20
3346,74
1160,91

4321,51
900,53

6 365,67
1652,01
1523,42
5444,04
12 547,10
4 001,34
638,03

3716,04
261,61
498,05

332,82
273,43
190,31

1803,80
1586,64

1378,03

37,07

ABryct

173317
833,60
11 592,75
3 509,60
1224,70

4574,70
917,37
6415,95
1708,53
1446,47
5446,51
12778,60
4229,65
720,54

3853,76
288,11
524,66

324,69
269,71
188,40

1786,00
1588,73

1399,62

37,68

3HauyeHue,
py6./eavHunLa BantoTbl

30 ceH

65,57
73,46
10,36

31 aBr

66,47
74,76
10,38

N3meHeHUe, %

-5,20
—5,26
-5,92
—4,64
-5,21

-5,53
-1,84
-0,78
-3,31
5,32
-0,05
-1,81
-5,40
-11,45

-3,57
-9,20
-5,07

2,50
1,38
1,01

1,00
-0,13

-1,54

-1,62

N3meHeHue, %

-1,3
-1,7
-0,2

[MpunoxeHue 2

M3meHeHue ¢
Hayana roga, %

14,66
-0,67
13,85
18,29
14,67

18,41
12,76
14,18

7,28
48,82
29,18
59,42
15,94
-0,93

18,76
36,54
10,11

20,09
14,98
13,31

11,82
12,47
13,21

—34,32

M3meHeHKe ¢
Hauanaropa, %

15,6
58
12,7

ﬂDe}:LCTaE!J'IeHHaFl Ballemy BHUMaHUIO MHCbODMaLLWR npeaHa3HayeHa UCKITHYUTETIbHO AJ19 O3HAKOMIIEHKS. HaCTOﬂU_ll/IIZ KOMMeHTaDVII;I HE COAEPXMUT HHUKaKMX DeKOMeHZlaLLMIZ

1 He SIBNSIETCS NPSIMbIM PYKOBOACTBOM K AENCTBUIO Ha GPUHAHCOBbIX PbiHKax. (495) 363-32-32, info[@moex.com, moex.com

%
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