Yr1BepxaeH [Ipukazom
ITAO Mockosckast bupka

oT 15 okTs6pst 2021 r. NeMBb-I1-2021-2985

Cnucoxk napaMeTpoB CAeJIOK CIIOT, CAeJI0K (UKC, CpeIHeB3BCIICHHBIX CIeJI0K U C/1eJI0K CBOIl HA BAJIIOTHOM PBbIHKE
U pbIHKe aparoueHHbiXx MeTaioB IIAO MockoBckas bup:xa

1. Caeaxu cmor

Kon HaunmenoBanue JlaTa ucnmoJIHeHUS
HaumeHoBaHue N
Ne | Koj caejKku cioT | BaJIOTHI COMPSIKEHHOM JloT caenaku cnot HIar neHbl 00513aTeJILCTB 10
BAJIIOTHI JIOTA
JI0TA BAJIOTHI caeaxe cnor (T+n)!
1 000 momnapos CIILA, 0,0025 py®6.,
1. | USDRUB_TOD usD Homnap CIHA | Poccuiickuit pyOons | A7 BHECUCTEMHBIX CICIIOK — IS BHECUCTEMHBIX T+0
1 nomrap CIIIA caenok — 0,0001 py®.
1 000 nonmmapos CIIIA
2.| USDRUB_TDB USD | Jommap CIIA | Poccuiickuit py6in 332:2;?“02‘615’}5‘35‘ gsif:g% 0,0025 py6. T+0
CIIA)
N JUTsSi BHECHCTEMHBIX C/ICJIOK — |  JIJIsi BHECUCTEMHBIX
3. | USDRUB_TDS uSD Hommap CIHA | Poccwuiickuit py6ns 0,01 zomnapos CIIIA cnienok — 0,0001 py®. T+0
0,0025 py®.,
1 000 gonmapos CHIA, JUTSl BHECHCTEMHBIX
4.| USDRUB_TOM? usD Homnap CIHA | Poccuiickuii pyOab | Ul BHECUCTEMHBIX CAETIOK — | CHEJOK, IS 3aBOK CO T+1
1 nonnap CIIA CpEeIHEB3BEIIEHHOM
rieHoii — 0,0001 py6.
1 000 mosmmapos CIIIA
5.| USDRUB_TMB USD | Jlomnap CIIIA | Poccuitckuii pyoms | (MHHMATBHEIA pasmep 0,0025 py6. T+1

3asBku 1 000 000 momrapos
CIIIA)




Kon HaumenoBanue JlaTa ucnmoJiHeHMsI
Ne Koa caenakn cot BAJIIOThI LN EUELLG CONPSIKEHH O JIOT caeJIKH CIOT IIIar neHnl 00513aTeJILCTB 110
BAJIIOTHI JIOTA
JI0Ta BAJIOTHI caeaxe cnot (T+n)?
0,01 nommapos CIIA
(MHHHMAJILHBIA pa3Mep
3asBKHU JIJI1 CHCTEMHBIX 0,0025 py6..
6. | USDRUB_TMS uSD Homnap CIIA | Poccuiickuii py0ib crenok 1 AOITap CLIA, JUTS1 BHECUCTEMHBIX T+1
MaKCHUMaJbHBINA pa3mMep
caenok — 0,0001 py6.
3asBKH JIJII CHCTEMHBIX
caenok 999,99 nommapos
CIIA)
7.| USDRUB_DIS? uSD Homnap CIHA | Poccuiickuii py6ns 1 000 mommapos CLIA 0,000001 py6. T+1
1 000 nomnapos CIIA, 0,0025 py6.,
8. | USDRUB_SPT usD Homrap CIIA | Poccuiickuit pyOnb | 71 BHECUCTEMHBIX CICIIOK — JUTSL BHECUCTEMHBIX T+2
1 nomnap CIITA caenok — 0,0001 py6.
1 000 eBpo, 0,0025 py0.,
9. | EURRUB_TOD EUR EBpo Poccuiickuii pyOab | 17151 BHECUCTEMHBIX CAEIOK — IS BHECUCTEMHBIX T+0
1 eBpo caenok — 0,0001 py®.
1 000 eBpo (MUHUMAJIbHBIN
10. | EURRUB_TDB EUR EBpo Poccuiickuii py0ib pa3mep 3asBku 1 000 000 0,0025 py®. T+0
€Bpo)
11. | EURRUB_TDS EUR Espo Pocentiexuii py | 7 PN O non - 0,0001 pyG. T+0
1 000 eBpo, 0,0025 py®6.,
12. | EURRUB_TOM EUR EBpo Poccutickuii pyOsib | 17151 BHECUCTEMHBIX CIIETIOK — JUI1 BHECUCTEMHBIX T+1
1 eBpo caenok — 0,0001 py®.
1 000 eBpo (MUHMMAIIBHBIN
13. | EURRUB_TMB EUR EBpo Poccuiickuii py0ib pa3mep 3asBku 1 000 000 0,0025 py®. T+1

€Bpo)




Kon

HaumenoBanue

JlaTa ucnmoJiHeHMsI

HauMmeHoBaHue .
Ne Koxa caeiiku cior | BaJdIOThI COMPSIKEHHOM JIOT cAEeJIKHM CIOT IIar meHsbI 0053aTeJILCTB 110
BAJIOTHI JIOTA 1
JIOTA BAJIIOTHI caeike cnot (T+n)
0,01 eBpo (MUHUMATLHBIHA
pasMep 3asABKH IS
CHUCTEMHBIX cJIeloK 1 eBpo 0,0025 py6.,
14. | EURRUB_TMS EUR EBpo Poccwiickuii py0oin N ’ JUIST BHECUCTEMHBIX T+1
MaKCHMaJIbHBIA pa3mMep
caenok — 0,0001 py6.
3agBKHU IJI1 CHCTEMHBIX
caenok 999,99 eBpo)
1 000 eBpo, 0,0025 py6.,
15. | EURRUB_SPT EUR EBpo Poccuiickuii pyOab | 17151 BHECUCTEMHBIX CAETIOK — JUISL BHECUCTEMHBIX T+2
1 eBpo caenok — 0,0001 py®.
1 000 eBpo, 0.00001
16. | EURUSD _TOD EUR EBpo Homnap CLIA IUISL BHECUCTEMHBIX CIIEJIOK — ! C H_I[[ZHHapa T+0
1 eBpo
1 000 eBpo, 0.00001
17. | EURUSD_TOM EUR EBpo Hommap CIIA JUIST BHECUCTEMHBIX CIIEJIOK — ! Aoitapa T+1
1 CIIA
€BpO
1 000 eBpo,
18. | EURUSD_SPT EUR EBpo Homnap CLIA JUTIST BHECUCTEMHBIX CIIEJIOK — O,OOOOCZI].J_)‘i[ZJmapa T+2
1 eBpo
e 1 000 ¢byHTOB CTEPIUHTOB, 0,0025 py0.,
19. | GBPRUB_TOD GBP y Poccuiickuii pyOnb | 7151 BHECHCTEMHBIX CAETOK — JUIST BHECUCTEMHBIX T+0
CTEpPJIMHTOB
1 pyHT cTepnuHTOB cnenok — 0,0001 py6.
o 1 000 ¢pyHTOB CTEPIUHTOB, 0,0025 py6.,
20. | GBPRUB_TOM GBP yHT Poccuiickuii pyOab | 17151 BHECUCTEMHBIX CAENOK — |  JJI1 BHECUCTEMHBIX T+1
- CTCPIIMHTOB
1 ¢pyHT cTepauHroB caenok — 0,0001 py6.
1 000 pyHTOB CTEPIMHTOB,
21. | GBPUSD_TOD GBP PyHT Homnap CLIA JUIST BHECUCTEMHLIX CIEJIOK — 0,00001 roxnapa T+0
CTEPJIMHIOB CIIA
1 yHT cTeparHroB
1 000 ¢pyHTOB CTEPIAMHTOB
OyHT ’ 0,00001 monnmapa
22. | GBPUSD_TOM GBP CTepIHHIOB Homnap CIIA JUIsL BHECHCTEMHBIX CIIEIOK — CIIA T+1

1 ¢pyHT cTepnuHTOB




Kon HanMeHoBamme HanmeHnoBanue JlaTa ucnoTHeHUus
Ne Koa caeiaku crior | BaJlOThI BAIIOTLL 1OTA CONPSIKEHH O JIOT caeJIKH CIOT IIIar neHnl 00513aTeJILCTB 110
JI0Ta BAJIOTHI caeake cnor (T+n)!
1 000 ¢pyHTOB CTEpPIUHIOB,
23. | GBPUSD_SPT GBP PyHt Homnap CIIA TUTS BHS:‘ZICTCMHHXPCI[CHOK — 0,00001 nosnapa T+2
CTEpJIMHTOB CIIJA
1 dyHT cTepnuHTOB
} } 1 000 mBeHapcKux 0,0025 py6.,
24. | CHFRU B_TOD CHF H_IBE;:;I;;IE)ISKHH Poccuiickmit py6ﬂb i BHCCI/I(EI;:;E({(;?); CHEIIOK — JIJISI BHECUCTEMHBIX T+0
1 mBelinapckuii ppank cpenok —0,0001 py6.
} } 1 000 mBe#napckux 0,0025 py6.,
25. CHFRUB_TOM CHF HIBGI;SIII)I;EI)ISKHH Poccuiickmii pY6HI> s BHCCI/I(EI;:;I/I?{Zi; CHENOK — JJISI BHECUCTEMHBIX T+1
1 mBelinapckuii ppaHk caenok —0,0001 py®.
[TBefitapekuii 1 000 nommapos CHIA, s 0,00001
26. | USDCHF_TOD usD Hommap CIIA (bpar BHECHUCTEMHBIX CIEIOK — 1 IIBEHIIApCKOTO T+0
posutap CIITA ¢dpanka
[Ipeiinapekuii 1 000 nosmnapos CIIA, nist 0,00001
27. | USDCHF_TOM USD Homnap CIIA (bpanKk BHECHCTEMHBIX CEJIOK — 1 IBEUIIAPCKOTO T+1
nposutap CITA dpanka
o o 1 000 monnapor CIIA, st o
28. | USDCHF_SPT usD Homrap CIITA [seruapciuit BHeCI/ICTeMHE,Ix caenok — 1 0,0000Tmseiinapcror T+2
bpank sonap CITA o (hpanka
-~ 1 000 kuTalMCKHX FOAHEH,
29. | CNYRUB_TOD CNY {OaHE Poccutickuii pyOsib | 17151 BHECHUCTEMHBIX CIIETIOK — 0,0001 py®6. T+0
1 KkuTalCKUH F0aHb
Kuraicxii 1 000 kuTaiickux r0aHew,
30. | CNYRUB_TOM CNY LOAHE Poccwuiickuii pyOnb | 17151 BHECHCTEMHBIX CAETIOK — 0,0001 py®6. T+1
1 xkuTalickuii 10aHb
e —— 1 000 kuTaMCKHUX FOAHEH,
31. | CNYRUB_SPT CNY LOaHE Poccutickuii pyOsib | 17151 BHECHCTEMHBIX CIIETIOK — 0,0001 py®6. T+2

1 xuTalickuil F0aHb




Kona HanMeHoBamme HaunmMeHoBanue JlaTa ucnmoJiHeHMsI
Ne Koa caenku ciotr | BaJIOThI BAIIOTLL 1OTA CONPSIKEHH O JIoT caesiku cnor HIar uenst 00513aTeJILCTB N0
JI0Ta BAJIOTHI caeake cnor (T+n)!
1 000 mommapos CLIA, mist .
32. | USDCNY_TOD uSD Homnap CHIA Kuraiickuii 1oanb BHECHCTEMHBIX CACIIOK — 1 0,00001 xuraiickoro T+0
nosap CIIA foams
1 000 nonmnapos CIIA, nist .
33. | USDCNY_TOM usbD Hommap CIITA Kwuraiickuii roadn BHECHCTEMHEBIX CIEIOK — 1 0,00001 xuratickoro T+1
nomtap CIIA foam:
1 000 momnapos CILA, mis .
34. | USDCNY_SPT uSD Jomnap CIIA Kuraiickuii 1oanb BHECHUCTEMHBIX cJIENOoK — 1 0,00001 xuraiickoro T+2
nosap CIIA foams
1 000 TrOHKOHTCKHX
I"'oaKOHTCKUM . . JI0JJIapOB,
35.| HKDRUB_TOD HKD Tomtap Poccnticknii pyors | BHeCI/ICTeMII;LIX oK 0,0001 py6. T+0
1 roHKOHTCKUH AoJu1ap
1 000 rOHKOHTCKHX
I"'onkoHTrCKHM . . JI0JIIapoB,
36. | HKDRUB_TOM HKD Tontap Poccuiicxuit py6me | BHGCI/ICTGM}II)I)IX oK — 0,0001 py6. T+1
1 TOHKOHTCKHI1 ToNIap
0,0025 py6. (3a
10 yxpanHckux
37.| UAHRUB_TOD UAH nyaﬁHC;‘a“ Poccuifckuii py6s | 1 000 yKpauHCKHX rpHBEH IPUBEH), T+0
P JUTSL BHECHCTEMHBIX
caenok — 0,0001 py6.
y 1 000 6enopycckux pyo6ei, 0,0025 py6.,
benopycckuit N
38. | BYNRUB_TOD BYN 610 Poccuiickuii pyOnb | 1751 BHECUCTEMHBIX CICJIOK — |  juIsi BHECHCTEMHBIX T+0
py 1 6eJ'I0py0CKI/II\/'I pY6J'II) cneinok — 0,0001 py6
. 1 000 6enopycckux pyoiei, 0,0025 py6.,
benopycckuit N
39. | BYNRUB_TOM BYN pyGITb Poccuiickuil py6nb | A7l BHECUCTEMHBIX CAENOK — | it BHECHCTEMHBIX T+1

1 6enmopycckwuii pyOIib

caenok — 0,0001 py®.




Kon HaumenoBanue JlaTa ucnmoJiHeHMsI
HaumenoBanue .
Ne | Koa cieqku cioT | BaJIOTHI COMPSIKEHHOM JIoT ciesIKM CroT IIar neHbI 00513aTeJILCTB 10
BAJIIOTHI JIOTA 1
JIOTA BAJIIOTHI caeike cnot (T+n)
0,0025 py6. (3a 100
Kazaxcranckuii Ka3axcTaterux
40. | KZTRUB_TOD KZT TeHre Poccutickuii pyosp | 10 000 ka3axCTaHCKUX TEHTe TEHTE), T+0
JUTSI BHECHCTEMHBIX
caenok — 0,0001 py®.
0,0025 py6. (3a 100
Kazaxcranckuii KA3AXCTACKHX
41. | KZTRUB_TOM KZT TeHTe Poccuiickuii pyons | 10 000 kazaxcTaHCKHUX TEHre TEHTE), T+1
JUISL BHECHCTEMHBIX
caenok — 0,0001 py6.
0,0025 py6. (3a 100
Kazaxcranckuit KA3axCTanCiuX
42. | KZTRUB_SPT KZT TeHTe Poccwmiickuii pyons | 10 000 kazaxcTaHCKHX TEHIe TEHre), T+2
JUTSL BHECHCTEMHBIX
caenok — 0,0001 py®.
Kazaxcranckui 1000 nonnapos CILA, 0,01 xa3zaxcTaHCKOTO
43. | USDKZT _TOD uUsSD Homnap CIIA JIUISt BHECUCTEMHBIX CIICTTOK — ’ T+0
TEHTe TEHre
1 nomnmap CILIA
Kazaxcranckuit 1000 nonnapos CLIA, m 0,01 xa3zaxcTaHCKOTO
44. | USDKZT_TOM usD Homnap CIIA BHECUCTEMHBIX CIIEI0K — 1 i T+1
TEHTe TEHTe
nposutap CIOA
Kazaxcranckui 1000 nonnapos CLUA, ns 0,01 xa3zaxcTaHCKOTO
45. | USDKZT_SPT usD Honnap CIIA BHECUCTEMHBIX CIEIOK — 1 ’ T+2
TEHTe TEHre
nosap CIIA
1 000 Typeukux nup,
46. | TRYRUB_TOD TRY Typenkas mupa | Poccutickuii pyOsb | 1151 BHECHCTEMHBIX CIIETIOK — 0,0001 py6. T+0
1 Typeukast iupa
1 000 Typeukux aup,
47. | TRYRUB_TOM TRY Typenxkas nupa | Poccuiickuit pyOonb | A BHECUCTEMHBIX CICIOK — 0,0001 py®. T+1

1 Typenkas qupa




Kon HaumenoBanue JlaTa ucnmoJiHeHMsI
Ne Koa caenku ciotr | BaJIOThI Haumenopanmue CONPSIKEHH O JIOT ceJIKM CIOT IIar menbl 00513aTeJILCTB MO
BAJIIOTHI JIOTA
JI0Ta BAJIOTHI caeake cnor (T+n)!
1 000 nonnapos CHIA, .
48. | USDTRY_TOD uSD Homnap CHIA Typenkas nupa JUTSl BHECUCTEMHBIX CIIETIOK — 0,00001 Typerxoii T+0
1 nomnap CILIA /TUPBI
1 000 nomnapos CIIA, .
49. | USDTRY_TOM uUSsD Homnap CIIA Typerukas nupa JUTsl BHECUCTEMHBIX CIIEJIOK — 0,00001 rypeoii T+1
1 nonnap CILIA JTHPEI
1 000 nonnapos CHIA, .
50. | USDTRY_SPT uSD Jomnap CIIA Typeukas nupa JUTsl BHECUCTEMHBIX CIIETIOK — 0,00001 Typerxoii T+2
1 momnmap CILIA JTUPEI
100 000 smmoHCKHUX WEH, I
51. | JPYRUB_TOD JPY Snonckas nena | Poccuiickuii pyOsib |  BHECHCTEMHBIX CIIENOK — 1 0,0001 py®. (sa 100 T+0
STIOHCKAsl UeHa ATIOHCKHX HEH)
100 000 SIOHCKUX HeH, IS 0,0001 py®.
52. | JPYRUB_TOM JPY SAnonckas uena | Poccuiickuii pyOosib |  BHECHCTEMHBIX CIENOK — 1 (3a 100 smoHcKuX T+1
STIOHCKAs MeHa HICH)
1 000 momnapos CILA,
53. | USDJPY_TOD? usSD Homrap CIITA SInoHckas neHa JUIst BHecUCTeMHBIX crieok — | 0,001 ssmoHCKO# UeHBI T+0
1 nomnap CIITA
1 000 gonmmapos CIIA,
54. | USDJPY_TOM? usD Jonnap CIIA SImoHckas neHa JUTst BHECUCTEMHBIX cliesiok — | 0,001 smoHCKOI neHbI T+1
1 nommap CIIIA
1 000 momnapos CILA,
55. | USDJPY_SPT? usSD Homrap CIITA SInoHckas neHa JUIst BHecUCTeMHBIX clieiok — | 0,001 smoHCKO# UeHBI T+2
1 momnap CIITA
1,0 rpamMM 30710Ta
56. | GLDRUB_TOD* GLD 3011070 Poceniicuii py6p | (MAKCHMATBHBIH pasuep 0,01 py6. T+0

3asBkH — 3 000 000,0 rpamm
30J10Ta)




Koa caenxu cmort

Kon
BAJTIOTHI
JI0TA

HaumenoBanue
BAJIIOTHI JIOTA

HaumenoBanue
CONPSIZKEHHOM
BaJIIOThI

JloT caeqakm cnort

IIar nensl

JlaTa ucnmoJiHeHMsI
00513aTeJILCTB MO
caeake cnor (T+n)!

57.

GLDRUB_TOM

GLD

301010

Poccutickuii py06iib

1,0 rpamm 3051012
(MakcHUMabHBIN pa3mep
3asBkH — 3 000 000,0 rpamm
30J10Ta)

0,01 py®.

T+1

58.

GLDRUB_SPT#

GLD

301010

Poccutickuii py06iib

1,0 rpamm 301510Ta
(MakcHUMabHBIN pa3mep
3asBkH — 3 000 000,0 rpamm
30J10Ta)

0,01 pyO®.

T+2

59.

SLVRUB_TOD*

SLV

Cepebpo

Poccuiickuii py0ib

1,0 rpammM cepebpa
(MakCHMAaJIBbHBIH pa3mMep
zasBku 50 000 000,0 rpamm

cepebpa)

0,01 py®.

T+0

60.

SLVRUB_TOM

SLV

Cepebpo

Poccuiickuii py0ib

100,0 rpamm cepebpa
(MakCHMAaJIbHBIIH pa3Mep
zasBku 50 000 000,0 rpamm
cepebpa), 111 BHECUCTEMHBIX
cnenok — 1,0 rpamm cepeOpa
(MakCHMAaJIbHBIH pa3Mep
zasBku 50 000 000,0 rpamm
cepebpa)

0,01 py®.

T+1

61.

SLVRUB_SPT#

SLV

Cepebpo

Poccuiickuii py0ib

1,0 rpamMm cepebpa
(MakcUMaIbHBIN pa3Mep
zasBku 50 000 000,0 rpamm

cepebpa)

0,01 py®.

T+2

! T+n — nara, orcrosmas ot natsl 3axmouenns caenky (T) Ha cCOOTBETCTBYIOIIEE KOMMUECTBO KaNeHIapHBIX JHEH (N).
B ciydae ecnu ieHb UCTIOTHEHUS 0053aTEIBCTB MO cieTKe croT T+0 MpuXoauTcs Ha ACHb, HE SBISIONINIICS PaCUeTHBIM IHEM 110 COOTBETCTBY IOIIIUM
BaJIFOTaM, TO TOPTH MO UHCTpYMEHTY T+0 B Tako# JeHb HE MPOBOAATCS (32 UCKITIOYEHUEM CTydaeB, Korja Takue caenku 3axmodarorcs HKO HKIL

(AO) B cootBercTBHU ¢ [IpaBuiamu KIMPUHTa B LENAX YPEryJIUPOBaHUS 00s13aT€IbCTB YUaCTHUKOB KIMPUHTA).

B cinydae ecnu nmeHp ucmomHeHUs 00s3aTenbCTB Mo caenke crnoT T+1 wim T+2 mpuxomuTcs Ha JIeHb, HE SBIISIFONIUICS PacUYeTHBIM JTHEM 10
COOTBETCTBYIOIIMM BaJOTaM, TO UCTIOTHEHHUE 0053aTeNLCTB EPEHOCUTCS Ha ONMKANIINN CIeTyIONINA PacCUeTHBIN JCHb.




2 3akmouenne cuenok no uacTpymenTy USDRUB_DIS nomyckaercs TOTBKO B paMKaX HPOBEIEHHS TOProB B MEPHOJ JUCKPETHOTO ayKIMOHA C
bankom Poccuu. Ha Bpemst mpoBeieHrs TMCKPETHOTO ayKIIMOHA NMprUoCcTaHaBuBatoTcs Topru uHctpymentom USDRUB_TOM.

3 [To unCcTpyMenTaMm BamoTHO#H mapsl USD/JPY nTOroBast cyMMa CIEIKHU B CONPSKEHHOH BAIIFOTE OKPYITISETCS 110 MATEMATHUYECKUM TIPaBHIIaM JI0
uesnbix 3HaueHuit JPY.

4 IIo AaHHBIM CHACJIIKAM CIIOT AOIYCKACTCA 3aKIIIOYCHUC TOJIBKO BHCCUCTCMHBIX CACIIOK, a@ TAKKE CACIIOK, BXOAAIIUX B CACIKY CBOII.

CpenHeB3BelIeHHBIN KypC 10 BCEM HHCTPYMEHTaM OIPEAEIISIeTCS ¢ TOYHOCTBIO /10 YETHIPEX 3HAKOB MOCIIE 3ansATol. BHECHCTEMHBIE CACIIKY MPU pacyeTe
CPEIHEB3BEIICHHOTO Kypca HE yUUTHIBAIOTCS.



2. Cpeaxu ¢puxc

KosnuecTBo TOProBouIX AHEH, HA KOTOpPOE
Kox HanMeHoBanue AaTa 3aKJIIYeHUs CIeJKH PuKe
HauMmeHoBaHue . JloT cieaku
Ne Kon caeaxu ¢gpuxc BAJIIOTLI CONpPSIKEHH O NnpeauiecTByeT JaTe onpeaeeHus Kypca
BAJIIOTHI JIOTA duxc
JI0TAa BAJIIOTHI (puKcHHTa, 10 KOTOPOMY 3aKJIHYAETCsI
caeiakal
1. | USDRUBFIXO0 usD Homnap CHIA Poccutickuii py06iib 1000 000 0
nosapos CIITA
2. | EURRUBFIXO0 EUR EBpo Poccwiickuii py0oin 1 000 000 eBpo 0
3. CpeaHeB3BelleHHbIE CIEIKH
KosmnuecTBO TOProBuIxX
JHel, Ha KOTopoe J1aTa
3aKJII0OUEeHUS
Kon Kon HanmMmeHnoBaHnue Jot cpeaHeB3BelIeHHOMH
. HauMeHoBaHune . .
Ne | cpeaHeB3BelIeHHOH | BAJIOTHI BATIOTEL 10T CONPSIZKEHHOM cpeaHeB3BeNIeHHOI IIIar neHbI C/IeJIKM TpealecTByeT
CAEJIKH J0TA BaJIIOThI CHeJIKH JaaTe onpeaeaeHust
cpelHeB3BEIIEHHOT 0
Kypca, 0 KOTOpOMY
3aKJIro4aercs caeakal
1.| USDRUBWAPO (UND) Homnap CIHA | Poccuiickuii py6as | 1 000 nomnapos CILIA - 0
2.| USDRUBWAPV usD Homrap CIHA | Poccwuiickuit pyons | 1 000 mommapos CILIA 0,0001 py®6. 0

! Natoit ucnonnenus 06s13aTeNbCTB MO ceNKe (GUKC WM MO CPETHEB3BEIICHHON CENKe SBISETCS 1aTa, OTCTOSAIAs OT JaThl ONpeeleHus Kypca
(uKCcUHra WM cpeJHeB3BeIIeHHOro Kypea Ha 11:30 Mck., 10 KOTOpOMY 3aKJIH04aeTCsl ClIesIKa (PUKC MM, COOTBETCTBEHHO, CPEITHEB3BELICHHAS CETIKA,

Ha 1 (011H) KaJeHIapHbIH

JIEHB.

B cnydae ecnu neHb MCTIONTHEHHS 00513aTENBCTB 10 C/IeKe (PUKC WA CPETHEB3BEIICHHON C/IENIKE MPUXOIUTCS Ha JICHb, HE SIBJISIOIMIUICS PACYCTHBIM
JTHEM T10 COOTBETCTBYIOIIMM BAIIOTaM, TO UCIIOJIHEHHE 0053aTeIbCTB MEPEHOCUTCS Ha OIMKANUIITNI CIIeAYIONUI pacYeTHBIN 1eHb.
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4. Cpejaku cBon

Jara
HCIOJIHEHHUS
00513aTeJILCTB
Kon HaumenoBanue ToyHOCTH .
HaumeHoBanue . ToyHoOCTH 110 NepBOii U
Ne Kona caeiiku cBon BAJTIOTBI BAMIOTHI J10TA CONPSIKEHH O JIoT caejiku cBOI IIIar mennb! 5A30BOr6 KVDCa HTOTOBOI0 BTODOI
JIOTA BAJIOTHI yp Kypca waeTH Eaemcn
CBOII
(T+n/t+d)!
100 000 nommapos
CILIA,
b porcme | 00001 py5. 8 0,0001 py®., &
1. | USD_TODTOM USD | Hommap CLIA POCCH;;;(HH ayKIIMOHa, . I;exlil)ﬁz B 0,0001 pyo6. peKIME T+0/t+1
py VTSI BHECUCTEMHBIX 0 gO(?OOl 6 ayKIHOHa —
caenok — 1 momnap ’ pyo- 0,000001 py®.
CIIA
Poccuiickuii JULA BHECHCTEMHBIX BHGCI/IICU;}GIMHBIX . -
2.| USD_TDSTMS USD | Hommap CLLIA crenok — 0,01 BHCCHCTCMHBIX | BHCCHCTOMHBIX | 1 11
pyOib fonnapos CILIA CICJIOK — CIICJIOK — CIIEJIOK —
0,0001 py®6. 0,0001 py®. 0,0001 py®.
Poccutiickuit 100 000 mommapos
2
3. | USD_TODSPT usbD Hommap CIIA Dy6Ih CIIA 0,000001 py6. 0,0001 pyo®. 0,000001 py®. T+0/t+2
100 000 mommapoB
Poccuiickuit CIIA,
4. | USD_TOMSPT usD Hommap CIIA - JUTSL BHECUCTEMHBIX 0,0001 py6. 0,0001 py6. 0,0001 pyo. T+1/t+1
py cnenok — 1 mosmap
CIIA
100 000 eBpo, B
Poccutickuit TOM HHcIe B O’Oggipll)n);g’ ’ 00001 By
pexXuMe
5.| EUR_TODTOM EUR EBpo PGB pexuMe ayKIMoHa, ayKIHOHa — 0,0001 py6. ayKiOna — T+0/t+1

JJTS1 BHECHCTEMHBIX
cienok — 1 eBpo

0,000001 py6.

0,000001 py6.

11




Jara

HCIIOJTHECHUSA
0053aTeJILCTB
Kon HanmenoBanue ToyHoCTH N
HaumeHoBanue . ToyHoOCTH 110 NepBoii U
Ne Koxa cneaxu cBomn BAJIIOTHI CONpSIZKEHHOM JloT caesku cBon IITar neHsl HTOIr0BOI0 .
BAJIOTHI JIOTA 0a30Boro Kypca BTOPOIi
Ja0Ta BaJIIOTHI Kypca 4ACTH CACIKH
cBOI
(T+n/t+d)*
JUIA U1 It
6. | EUR TDSTMS EUR EBpo Poccuiickuit JUISI BHECUCTEMHBIX | BHECUCTEMHBIX | BHECHCTEMHBLIX | BHECHCTEMHBIX T+0/t+1
- pyOIb caenok — 0,01 eBpo CHIETIOK — C/IETIOK — CIIETIOK —
0,0001 py®. 0,0001 py®. 0,0001 py®.
Poccuiickuit
2
7. | EUR_TODSPT EUR EBpo DY6ITh 100 000 espo 0,000001 py6. 0,0001 py6. 0,000001 pyo®. T+0/t+2
Poccutickuit 100 000 espo,
8. | EUR_TOMSPT EUR EBpo . nis BHecucTteMHBIX | 0,0001 pyO. 0,0001 py6. 0,0001 py6. T+1/t+1
Py caenok — 1 eBpo
100 000 eBpo
’ 0,000001 0,000001 0,000001
9. | EURUSDTDTM EUR EBpo Honnap CIIIA | ns BHECUCTEMHBIX ’ ’ T+0/t+1
ctenok — 1 eBpo nomnapa CIIA | ngonmapa CIIA | nommapa CIIA
100 000 eBpo,
10. | EURUSDTMSP EUR EBpo Honnap CIIIA | ns BHECUCTEMHBIX oj?ﬁgogog]]j_[ A 0,000001 OJ?J’IZOSOC?EH A T+1/t+1
CHIE0K — L eBpo hit p nosmapa CIHA | 1 p
100 000 ¢pyuTOB
OyHT Poccuiickuit CTCPITMHTOB,
11. | GBP_TODTOM GBP CTCpIHHIOB PGB JUTSI BHECUCTEMHBIX 0,0001 py6. 0,0001 py6. 0,0001 py®. T+0/t+1

cnenok — 1 pyHT
CTEPIMHIOB
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Jara

HCIIOJTHECHUSA
0053aTeJILCTB
Kon HaumenoBanue ToyHoCTH N
Ne Kona cnesakn cBonm | BATIOTHI Hauvenopanue conpsi:KeHHOH Jlot caesiku cBOII IIar neHsl Tounocrs HUTOr0BOI0 110 MepBOA 1
o1a BAJIOTHI JIOTA BATIOTEI 0a30Boro Kypca e— BTOPOIi
YacTH CACJIKH
cBOI
(T+n/t+d)*
100 000 ¢pynTOB
CTEPJIUHIOB,
12.| GBPUSDTDTM | GBP CTeq’Jf;}me Jlonap CUIA | s secucrembx | o,oooogﬁl A | 000000 O’OOOOCOél A | THOL
P crenok — 1 dyst AoJnapa nojutapa CIJA | Aojutapa
CTEPJIMHTOB
100 000 ¢pyHnTOB
CTEPJIMHT OB,
13. | GBPUSDTMSP GBP CTeq)nyIfHTmB Homnap CIIA | 11 BHECHCTEMHBIX Ogﬁgooogﬁ'u A 0,000001 O,OOOO((j)IZ_LH A T+1/t+1
p crenox — 1 dynr i pa nosutapa CIIJA | noJutapa
CTEpIMHIOB
100 000
HIBEHLIAPCKUX
[IBeiiapckuii Poccuiickmit (parnkos,
14. | CHF_TODTOM CHF (bpanKk 6110 JUUTISI BHECUCTEMHBIX 0,0001 py6. 0,0001 py6. 0,0001 py®. T+0/t+1
P py CHEIIOK —
1 mBeiinapckuit
¢bpaHk
100 000 mommapoB
[IBeiinapekuii CULIA, nnst 0,000001 0,000001 0,000001
15. | USDCHFTDTM usD Honnmap CIIA BHECHUCTEMHBIX IIBEHLIAPCKOTO | mBeiinapckoro | MIBEHIIAPCKOTO T+0/t+1
Ppask caenok — 1 momnap ¢bpanka ¢panka bpanka
CIIIA
100 000 nomnapos
[TBeifapexuii CHIA, nnsa 0,000001 0,000001 0,000001
16. | USDCHFTMSP usbD Honnap CIIA BHECHUCTEMHBIX IIBEALAPCKOTO | mBeiinapckoro | MIBEHIIAPCKOTo T+1/t+1
(pank caenok — 1 mommap (dbpanka ¢panka dbpanka
CIIIA
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Jara

HCITOJTHCHUSA
00513aTeJILCTB
Kon HaumenoBanue To4HoCcTb N
Ne Kox caenaxu cson BaJIIOThI LELLC L CONpSIZKEHHOM JIOT cesikM CBOI [Tar mennbr Lt MTOr0BOI0 1o nepsoun "
BAJIIOTHI JIOTA 62a30B0Oro Kypca BTOPOIi
J0Ta BATIOTHI Kypea YaCTH CAETKH
cBONl
(T+n/t+d)*
100 000 kuTaiickux
Kyraiicii p . I0aHeH,
17.| CNY_TODTOM | CNY HTancKu OCC“g‘CK“H nnst BHecHcTeMEbIx | 0,000001 py6. | 0,000001 py6. | 0,000001 py6. |  T+0/t+1
10aHb pyOIIbH CHIEITOK —
1 kuTaliCKUi F0aHb
100 000 kuTaiickux
Kucai . p . . FOaHeH,
18.| CNY_TOMSPT | CNY RN Oclf;lgff M| anst HecHcTemubix | 0,000001 py6. | 0,000001 pyG. | 0,000001 py6. |  T+L/t+1
CICIIOK —
1 kuTaliCKuii 10aHb
100 000 mommapos
Kuraiickuii CIIA, ms 0,000001 0,000001 0,000001
19. | USDCNYTDTM uSD Homnap CIIA LoaHE BHECHCTEMHBIX KHTAHCKOT0O KUTaCKOTO KUTANCKOTO T+0/t+1
crenok — 1 gonmap F0aHs F0aHs F0aHs
CIIA
100 000 mommapoB
Kuraiickuii CIIA, ms 0,000001 0,000001 0,000001
20. | USDCNYTMSP uUsSD Honnmap CIIA [OAHE BHECUCTEMHBIX KHTalCKOTo KHTaMCKOTO KUTANCKOTrO T+1/t+1
caenok — 1 momnap 10aHs 10aHs 10aHs
CIIA
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Jara

HCITIOJITHECHUA
00513aTEILCTB
Kon HaumeHnoBanue TouyHOCTDH .
HaumeHoBanue . ToyHoOCTH 110 NepBoii U
Ne Koxa cneaxu cBomn BAJIIOTHI CONpSIZKEHHOM JloT caesku cBon IITar neHsl HTOIr0BOI0 .
BAJIOTHI JI0TA 6a30B0ro Kypca BTOPOIi
JIOTa BAJTIOTHI Kypca 4ACTH CACIKH
CBOII
(T+n/t+d)*
100 000
TOHKOHI'CKHX
T'oHKOHICKUI Poccuiickuii JIOJLIAPOB,
21. | HKD_TODTOM HKD it BHecucteMHubIx | 0,000001 pyo. 0,000001 py®6. 0,000001 py®. T+0/t+1
J0JIIap pyOIB '
CHEJIOK —
1 TOHKOHTCKHUIT
JoJ1ap
100 000
OenopyccKux
benopycckuii Poccuiickuii pyOuei, s
22.| BYN_TODTOM BYN Py BHECHCTEMHBIX 0,0001 py6. 0,0001 py6. 0,0001 py®. T+0/t+1
pyOiB pyOIb ’
crenok — 1
Oenopycckuit
py6uib
1 000 000
Kaii’;‘;zaiﬁﬂx 0,0001 py®. 0,0001 py6. 0,0001 py6.
23| KZT_TODTOM | Kzr | Kesaxcrasewin | Poccuiickuit | oo remmbix (3a 100 (3 100 (3 100 T+0/t+1
U TCHI'C pyOIb _ Ka3aXCTaHCKUX | gg3aXCTAHCKUX | Ka3aXCTAHCKUX
crenox — 10 000
Ka3aXCTAHCKHUX TEHTe) TEHTe) TEHTe)
TEHTE
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Jara

HCIIOJIHCHUS
00513aTEILCTB
Kox HaumMmenoBaHnue TouyHOCTDH N
HaumeHoBanue . ToyHoOCTH 110 NepBoii U
Ne Koxa cneaxu cBomn BAJIIOTHI CONpSIZKEHHOM JloT caesku cBon IITar neHsl HTOIr0BOI0 .
BAJIIOTHI JI0TA 6a30B0ro Kypca BTOPOIi
JIoTa BAJIOTHI Kypca I —
CBOII
(T+n/t+d)*
1 000 000
Kasaxcraticrux 0,0001 py®. 0,0001 py6. 0,0001 py6.
. . TEeHre, I
24| KZT_TOMSPT Kzt | Kasaxcramcku | Poccuiickuii BHECHCTEMHBIX (32 100 (3a 100 (3a 100 T+1/t+1
M TCHIC pyOIb Ka3aXCTaHCKHMX | Ka3aXCTaHCKUX | Ka3axXCTaHCKHUX
caenox — 10 000 Tenre)
Ka3aXCTaHCKUX TeHre) TeHre)
TEHTE
100 000 mommapos
KasaxcTatcKiil CIIA, ms 0,000001 0,000001 0,000001
25. | USDKZTTDTM uUsD Homnap CHIA TeHTe BHECHUCTEMHBIX Ka3aXCTaHCKO- | Ka3aXCTaHCKOIO | Ka3aXCTaHCKO- T+0/t+1
caenok — 1 mommap r'0 TEHTe TEHTe IO TEHTE
CIIA
100 000 nonnapos
. CIIA, ms 0,000001 0,000001 0,000001
Kazaxcranckuit
26. | USDKZTTMSP usD Homnap CIIA TeHre BHECHUCTEMHBIX Ka3axXCTAaHCKO- | Ka3aXCTAaHCKOrO | Ka3axCTaHCKO- T+1/t+1
caenok — 1 momap r0 TEHTe TEHTE IO TEHTE
CIIA
100 000 Typerkux
Typenkas Poccuiickuii Jp,
27.| TRY_TODTOM | TRY YPell nns Hecuctemubx | 0,000001 pyS. | 0,000001 py6. | 0,000001 py6. |  T+0/t+1
nupa pyOIb crenok — 1 ' >

TyperKas Jupa
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Jara
HCIIOJTHECHUSA
Kox HaumenoBanue To4HoCcTb 06ﬂ3aTeJ'I]>f e
Ne Kona cnesakn cBonm | BATIOTHI Hauvenopanue conpsi:KeHHOH Jlot caesiku cBOII IIar neHsl Tounocrs HUTOr0BOI0 110 MepBOA 1
o1a BAJIOTHI JIOTA BATIOTEI 0a30Boro Kypca e— BTOPOIi
YacTH CACJIKH
cBOI
(T+n/t+d)*
100 000 nommapos
CIIIA, 0,000001 0,000001
28. | USDTRYTDTM USD Homnap CIHA | Typeuxkas nmupa | st BHECUCTEMHBIX TypELKOi 0’000901 TypeLKoii T+0/t+1
caenok — 1 mommap JIUPBI TYPCLKOH B JIUPBI
CIIIA
100 000 mommapos
CIIIA, 0,000001 0,000001
29. | USDTRYTMSP usD Hommap CIHA | Typeuxkas nupa | A1 BHECUCTEMHBIX TypeuKoin 0’0009 01 TYPELKOi T+1/t+1
caenok — 1 momnap JUPBI TypeLKon JHpbl JIMPBI
CIIA
1 000 000
P — Poccriickuii smoHckux weH, ;s | 0,0001 py6.
30. | JPY_TODTOM JPY BHECHUCTEMHBIX (3a 100 0,0001 py®6. 0,0001 py®6. T+0/t+1
HeHa pyOIbH ' Py ’ py
caenok — 1 ATIOHCKUX UEH)
ATOHCKas eHa
100 000 mommapos
CILIA, nnst 0,0001 0,0001
31. | USDJPYTDTMS usD Honnap CIHA | Snonckas nena BHECHUCTEMHBIX ATIOHCKOM 0’0091 SATIOHCKOM T+0/t+1
caenok — 1 momnap VIECHBI ATOHCKON HCHBI HEHBI
CIIIA
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Jara

HCIIOJIHCHUS
00513aTeILCTB
Kox HaumMmenoBaHnue ToyHOCTH .
HaumeHoBanue . ToyHoOCTH 110 NepBoii U
Ne Kox cneixku cBon BAJIIOTHI CONpSIZKEHHOM JloT caesku cBon IITar neHsl HTOIr0BOI0 .
BAJIIOTHI JI0TA 6a30B0ro Kypca BTOPOIi
JIoTa BAJIOTHI Kypca 4ACTH CACIKH
CBOII
(T+n/t+d)*
100 000 mommapos
CHIA, nns 0,0001 0.0001. 0,0001
32. | USDJPYTMSP? uUsD Homnap CIIHA | SInoHckas neHa BHECUCTEMHBIX STIIOHCKOM U SITIOHCKOI T+1/t+1
caenok — 1 momnap WEHBI ATIOHCKOM HCHEI HEHBI
CIIA
1 000,0 rpamm
30J10Ta
(MakcUMabHBIN
pa3Mep 3asBKU —
3000 000,0 rpamMm
Poccuiickuii 30710Ta), 14
33.| GLD _TODTOM GLD 3051010 BHECHCTEMHBIX 0,0001 py6. 0,0001 py6. 0,0001 py6. T+0/t+1
py6iB ’ ’
CIIEJIOK —
1,0 rpamm 30110Ta
(MakcuMaNbHBIN
pa3Mep 3asBKH —
3000 000,0 rpamMm
30J10Ta)
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Koxa cneaxu cBomn

Kox
BaJIOTHI
JoTa

HaunmMmeHnoBaHue
BAJIOTHI JIOTA

HaumeHnoBanue
CONpSIZKEHHOM
BAJIOThI

JloT cnesku cBon

IIar neHsl

TouyHoCcTH
0a30Boro Kypca

TouyHoOCTH
HTOr0BOI0
Kypca

Jara
HCTIOJTHEHUSI
00513aTeJILCTB
110 NepBoii U
BTOPO
YACTH CAETKH
cBoOn
(T+n/t+d)*

34.

GLD_TOMSPT

GLD

30110TO

Poccuiickuii
pyOIb

1 000,0 rpamm
30J10Ta
(MakcuMaJIbHbBIN
pasmep 3asBKU —
3000 000,0 rpamMm
30J10Ta), IS
BHECHUCTEMHBIX
C/ICTIOK —

1,0 rpamm 301510Ta
(MakcHUMaJIbHBIN
pasmep 3asBKU —
3 000 000,0 rpamm
30J10Ta)

0,0001 py6.

0,0001 py®.

0,0001 py®.

T+1/t+1

35.

SLV_TODTOM

SLV

Cepebpo

Poccuiickuii
py6iB

50 000,0 rpamm
cepebpa
(MakcuMaNbHBIN
pasmep 3asBKU
50 000 000,0
rpamMm cepedpa),
TSl BHECHCTEMHBIX
C/IETIOK —

1,0 rpamMm cepebpa
(MakcuMabHBIN
pa3mMep 3asBKU
50 000 000,0
rpamm cepedpa)

0,0001 py®.

0,0001 py6.

0,0001 py6.

T+0/t+1
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Jara

HCIIOJHEHUST
0053aTeJILCTB
Kon HaumenoBanue To4HoCcTb N
HaumeHoBanue . ToyHoOCTH 110 NepBoii U
Ne | Kox caesiku cBOIl | BAIOTHI COTIPSTKEHHOM JloT cenku cBon Illar neHsI HTOTOBOI0 5
BAJIOTHI JIOTA 6a30B0ro Kypca BTOPOii
Jora BATIOTHI Kypca 4ACTH CACIKH
cBOI
(T+n/t+d)*
50 000,0 rpamMm
cepebpa
(MakcUMabHBIN
pasMep 3asiBKH
50 000 000,0
N rpaMM cepedpa),
Poccuiickuit
36. | SLV_TOMSPT SLV Cepebpo it BHecucteMHBIX | 0,0001 py0. 0,0001 py6. 0,0001 pyo. T+1/t+1
pyOIb ’ ’
CIICIIOK —
1,0 rpamMm cepebpa
(MakcHUMaJIbHBIN
pasMep 3asiBKH
50 000 000,0

rpaMm cepedpa)

1 T+n — gara, oTcTosmas ot gaTel 3aKmodeHus caeiku (T) Ha COOTBETCTBYIOIIEE KOIHMIECTBO KaleHIAPHBIX AHEH (1) (epBas 9acTh CAEIKH CBOII).

B cirydae ecimu neHp BcomHEHHS 00513aTENBCTB O cuenke T+0 mpuxoauTcs Ha IeHb, He SBJSFOIIUICS PACUSTHBIM JTHEM IO COOTBETCTBYIOUIMM BaJIOTaM, TO TOPTH II0 CIEIKAM
ceon T+0/t+1 B Takoii eHh HE MPOBOAATCS (32 HCKIFOUCHUEM CIIydaeB, Korna Ttakue caeiku 3akmodatorcss HKO HKII (AO) B cootBetcTBuu ¢ [IpaBrimaMu KITUpUHTA B IIETSX

YpEryupoBaHusl 00513aTeJIbCTB YYaCTHUKOB KIUPUHTA).

B ClIy4yac €CJid ACHb HCIIOJTHCHUA 00513aTEILCTB 110 CHCIIKE T+1, ﬂBHﬂmmeﬁCﬂ HCpBOfI YacCTblO CACJIIKH CBOII, NPUXOAUTCA HA JACHb, HC ﬂBHHmmHﬁCﬂ PAaCYCTHBIM JHEM 11O

COOTBETCTBYIOIINM BaJIOTaM, TO HCIIOJIHEHNE 00532 TEIbCTB MIEPEHOCUTCSI Ha OJIVDKAMIINN CIeyIOINil pacYeTHBIH JA€Hb.

t+d — 1ata, oTcTOSAIIAS OT AATHI HCIIOTHEHHS 0053aTEIBCTB MO MEPBOI YaCTH CJEIKH CBOM Ha COOTBETCTBYIOIIEE KOJIUIECTBO KaleHapHbIX aHel (d) (BTOpas 4acTh CIEITKH CBOII).

B ciyuae ecnu neHb MCTIOTHEHUST 0053aTEIBCTB MO CIIENKE CIOT U+1, SABISIONIECS] BTOPOH YacThIO CAETKU CBOII, MMPUXOAUTCS HA JIEHb, HE SIBJSIIONIMICS PACUETHBIM JTHEM IO

COOTBETCTBYIOIIUM BaJIIOTaM, TO UCIIOJIHCHUEC 0053aTeLCTB TMEPEHOCUTCA Ha OvKaMII i CJ'IGZ[yIOIHI/Iﬁ paC‘ICTHHﬁ JCHb.

2 Ilo JAaHHBIM MHCTPYMCEHTAM JOITyCKACTCA 3aKIIFOYCHUEC CACIIOK TOJIBKO B PEKUME ayKIIMOHA C bankom Poccun.

% o uncTpymenTam BamoTHO# mapsl USD/JPY utorosas cymMma CJIENKHU B CONPSKEHHOM BAJIFOTE OKPYTIISETCSA TI0 MATEMATHYECKUM MPABUJIAM JI0 LEJIbIX 3HaueHuii JPY.
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