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IMPOT'PAMMA MAPKET-MEHKHWHT A
«/1o0pbI1ii Beuep»

Pa3nea |. TepmuHbI 1 onpeiesieHust

JocTraTouHblii 00beM — cymMMapHbIid 00beM ceTI0Kk MapkeT-Meiikepa, CoBepIleHHbIX ¢ THCTpyMEeHTOM B
Te€4eHHEe OJHOro TOproBoro IHS B paMKaxX HCIIONHEHHs 00s3aTeNbCTB, MPEIYCMOTPEHHBIX HACTOSIIEH
[TporpamMMoii, Mo TOCTHKEHUN KOTOPOro MapkeT-MeiKkep 0CBOOOKIAeTCsl OT yKa3aHHBIX 0053aTENbCTB O
TakoMy MHCTpyMeHTYy.

Hucrpyment(-b1) — BoInycK(-M) [EHHBIX Oymar, ykasaHHbii(-pie) B Tabnuie, NpUBEACHHOH B
[Ipunoxxenunl x nacrosimeit [Iporpamme.

IMaccuBHad caesika - caenka MapkeT-menkepa, B peKBU3UTaX KOTOPOl HOMED 3asiBKM MapkeT-meiikepa
MeHbI1Ie HoMepa Berpeunoit 3asBku 1 00beM 3asBku MapkeT-Melikepa He Hike O0bema JBYCTOpOHHEH
KOTUPOBKH JJIsi COOTBETCTBYIomero Mucrpymenta. [Ipu pacdere COBOKYMHOro o0beMa IMaCCUBHBIX
CHEJIOK JJIA LeJiel pacueTa BO3HarpaxkieHust MapkeT-MelKepa He YUUTBIBAIOTCS CIEIIKH, COBEPILICHHbIE
Ha OCHOBaHUU 3aBOK MapkeT-Melikepa 1 BCTpedHbIX 3a4BOK, MOJAHHBIX 34 CUET OJTHOTO M TOTO XKe
Mapker-meiikepa uinu Knuenra;

Ilepuoa moaxep:;kaHusA KOTHPOBOK - MEPHOJ BPEMEHH, B T€UEHHE KOTOpOro Mapker-meiikep 00s3aH
MOJIIEP’KUBATH IBYCTOPOHHUE KOTUPOBKHU B COOTBETCTBHU C YCIOBUAMU [IporpaMmel.

IIporpamma — [Iporpamma mapker-melikunra «JloOpslii Beuep».

Toprosslii 1eHb — JIeHb, B KOTOPOM ocyiecTBisoTcs Topru MucTtpymentamu IIporpammsl B Cexkunu
¢donoBOTO pHIHKA brpku B ycraHoBieHHBIX [Iporpammoii pexumax.

TepMuHsl, He onpeneneHHble B HacToAwed [IporpaMMe, CIIONB3YIOTCS B 3HAYEHUAX, YCTAHOBIIEHHBIX
[IpaBuiamu BeinonaHeHus pyHkunii Mapker-merikepa B Cekiuu pOH0BOIO PHIHKA.

Paznea |1. IlapameTpsnl 1 yc10BUs BbINOJTHEHHS 00s13aTe/IbecTB MapkeT-Melikepa

2.1. MapxkeTt-Meiikep, BBIOpaBIIHid HacTosmyto [IporpaMMy, 00si3aH B COOTBETCTBUH C 3aKITFOUEHHBIM
JloroBopoM UCHOJHATH o0s3arenbeTBa Mo [Iporpamme B Pexxnme Topro «PeXuM OCHOBHBIX TOPIOB
T+» Cexkuun ¢onnoBoro peiHKa bupxu ¢ pacyeraMu B pOCCHMCKMX pYONsiX B TeUYEHHE
JlonoTHUTENBHOM (BeuepHel) TOProBoil ceccHu.

2.2. Tlo xaxaomy wu3 VHCTpyMEHTOB YCTaHaBIMBAIOTCA 3HAYCHHMs I1apaMeTPOB HCIOIHEHUS
o0s3arenscTB MapkeT-Mmeiikepa, npuBeaeHHble B Tabnuue u3 [Ipunoxenus 1 x Ilporpamme.

2.3. MapkeT-Meiikep cunTaeTcsi HCIIOJHUBIINM B TeueHUe ToproBoro JHs 00s13aTeNbCTBA, YKa3aHHBIE B
nmyHKTe 2.2. HacTosmiel [IporpaMmel, TOJBKO B ciTydae eciii MapKeT-MeiKep BBITOITHIIT 00s13aTeIhCTBA
B AaHHOM ToproBom jaHe 1o He mMeHee 50% HMHcTpymenTam ot oOuiero koianyecTBa MHCTPYMEHTOB,
BKJIIOYEHHBIX B lIporpamMmy, mpu yCIIOBHM BBIIIOJIHEHHS MM B OTHOLIEHHWH KaXKJIOTO M3 3THX



WucrpymenTa(-0B) OJHOBPEMEHHO BO BCEX BPEMEHHbBIX HHTEpBAJIaX, YKa3aHHbIX B cToJ0E 3 TaluIis!
U JJI1 KOTOPBIX YCTAHOBJICHBI BCE 3HAUCHUS ITapaMeTPOB MCIIOTHEHHsI 0053aTenbcTB MapkeT-Mmeiikepa,
XOTs OBl OTHOTO U3 CIEAYIOIIUX YCIOBUI!

- COOMI0ICHNE B TEUECHHUE NIEPUO/IA, YKa3aHHOTO B cToO1e 7 Tabmuiisl, mapaMeTpoB 00s3aTeIbCTB,
yKa3aHHBIX B cTOJI0max 4 u 5 Tabmuiipl;

- BBITMIOJIHEHUE 00513aTEbCTB, YKa3aHHBIX B cTONIONE 6 Tabmuib!.
BrlinotHeHHE/HEBBITIOTHEHHE 0053aTeNIbCTB MapKeT-MeiikepoM ompeensieTcss bupxei mo kaxmaomy
ucnoibpzyemoMy Mapker-meiikepom Vaentudpukaropy.

2.4. MUHUMAJBHO JOMYCTUMOE KOIM4YecTBO TOproBuIX AHENH OTUETHOTO Neproia, B TEeUeHUE KOTOPBIX
MapxkeTr-MelKep JODKEH MCHONHATH 00s3aTelbCTBA COTIAcHO MyHKTY 2.3. Hacrosmeil Ilporpammel,
onpenensiercss kak 60% ot konnuectBa Toproeeix aHeil OtueTHoro nepuona. B ciyuyae HapyuieHus
JAHHOT'O YCJOBMs B ompezaeneHHoM OT4eTHOM mepuone, yciuyrn MapkeTr-melikepa Mo HacTosien
[Iporpamme B TakoM OTYETHOM MEPHUOJIE CUUTAIOTCS HE OKa3aHHBIMHU.

B cnywae gefictBusi Hacrosimiedt  [lporpammbel  w/mnm mcnodk3oBaHus B [Iporpamme
Wnentudukaropa(-oB) Mapker-meiikepa HemomHbIi OTYETHBIN IEPHOT, BMECTO KOTHYecTBa TOProBhIX
nHeit B OTueTHOM mMepuojie paccMarpuBaeTcs (pakTHUeckoe KOJIM4ecTBO TOproBbIX AHEW, Korjaa
Mapxker-melikep OblT 00s13aH BBITIOIHATH CBOU (DYHKIIWH.

Pa3nea |11 Ilopsagok pacyera Bo3HarpaxkaeHusi Mapker-Meiikepa
3a BbINOJIHeHHE 00513aTeIbeTB Mo [Iporpamme

3.1. Pa3mep Bo3HarpaxueHus Mapker-Meiikepa 3a BBIIIOJIHEHHE UM B TeueHre OT4eTHOrO neprosia
yCIIOBUH, NPENyCMOTPEHHBIX Hacrosen IIporpammoii, ompeznensercs CyMMOH BO3HAarpaKICHUM,
PaCCUMTAHHBIX ISl KXKIOT0 3asBlIeHHOrO MneHtudukaropa(-oB), 1 pacCUUTHIBACTCS MO CIIEAYIONICH

dbopmye:

F= Z Z Z (FIXf + coMMf « R)),
n k i

rac

F — pa3mep Bo3HarpaxaeHuss Mapker-meiikepa 3a OTYeTHBIN NEpUOL;

N — nopsiikoBbIi HOMep M nenTudukaropa, 3assieHHoro Mapker-meiikepom B [Iporpammy;

i — Homep WHcTpyMmeHTa, ompeesseMblii HOMEPOM COOTBETCTBYHOLICH CTpoku TaOmuubl U3
[Ipunoxenns 1;

k — Homep ToproBoro mHs, B KOTOpoM 1o i-omy WHcTpymeHTy 1msi N-oco Wnentudukaropa
3a()UKCUPOBAHO UCIIOJIHEHHE 0053aTEIIbCTB;

FIXF = MAX {MIN [<22;2000]; 500} pys.
N — xonudecTBO Bcex MneHTHPUKATOpOB Bcex MapkeT-MelkepoB, ydacTByromux B IIporpamme, mo

KOTOPOM 3a(pMKCUPOBAHO UCTIOIIHEHUE 0053aTeNbCTB 110 i-omy MHCTpyMeHTy 3a k-1l ToproBblii 1eHb;

COMMY - 0GopoTHas YacTh KOMHMCCHOHHOTO BO3HATPAXICHWS, YIUIAYEHHOTO MapKeT-MelKepoM B
cooTBeTcTBUU ¢ JeiictByromumu Tapudamu ITAO MockoBckas bupka, banka HKIL[ (AO) mo
[TaccuBHBIM cenKaM, 3aKI0ueHHbIM MapkeT-Melikepom 1o i-omy UHcTpymenty B k-ii Toprossiit AeHb
C UCHOJIb30BaHuE N-020 UneHTuukaTopa Ha OCHOBaHUE 3asiBOK C 00bEMOM HE MEHEe YCTaHOBIECHHOTO
O6beMa IBYCTOPOHHEH KOTUPOBKH, YCTAHOBJIEHHOTO I COOTBETCTBYIOLIET0 BPEMEHHOI'O UHTEpBaJIa
Toprosoro aus.



R; — xo3pdunmeHT TUKBUIHOCTH i-20 IHCTpyMeHTa (Ha mepBoM 3tarne 3anycka [Iporpammsl oH paBeH
1 nnst Bcex UTHCTpyMEHTOB).

Paznea V. YcaoBus nogkimwouennss Unentuduxaropos k Ilporpamme

4.1. K IIporpamme nomyckatorcst MaeHTudukaTopsl, 10 KOTOPHIM B T€YEHHE 3 KaJCHIAPHBIX MECALEB,

NpeAMICCTBYIOIIUX AaTC IIoAa4YH yBe,Z[OMJ'IeHI/IH 0 IPUCOCANMHCHUN K HporpaMMe,

bupxeit

3aUKCUPOBaH cpeHeIHeBHON 00beM ToproB (ADTV) BceMu akIIUSIME M ICTIO3UTAPHBIMH PACITHCKAMHU
B pasmepe 300 miH pyOieit. bupxkeit MmoryT ObITh momnymieHsl K [Iporpamme 3 Maentudukaropa 6e3
BBIIIE yKa3zaHHOrO TpeboBanus mo pasmepy ADTV. B cmyuae BoiObiTHs u3  IIporpammsl
Nnentudukaropa, nonymeHnHoro 6e3 yuera tpedboBanus k ADTV, Ha ero mecto bupxeit MoxeT ObITh
nomyieH apyroi Mnentudukarop 6e3 yuera tpedoBanus k ADTV.

4.2. B pamkax nHacrosmei IIporpammsl nmomyckaercs ykaswsiBaTh He Oonee 1 (omnoro) Toproso-
knupunroBoro cuéra (TKC) u ne 6onee 1 (ognoro) Kparkoro konma knuenta (KKK) mns omxoro
Wnentuduxaropa.

[Tpunoxenue 1

Tabauna napamMeTpoB UCNOJTHEHHsI 00513aTeJIbCTB MapkeT-Melikepa

o Ilepuon
o BpemenHoi O6Bvem Copag .
Toproserit kof . ., | MocraTouHblii | MOIAEPXKAHUS
Ne uHTepBan ToproBoro | IBYCTOPOHHEH | JBYCTOPOHHEH
WHcTpymeHnTa o 00beMm, ImIT. KOTHPOBOK,
JTHS KOTHPOBKH, IIT. | KOTHPOBKH, %o MU
1 2 3 4 5 6 7

1 AFKS 19:05:00-22:00:00 17 000 0,7 4 250 000 125
' 22:00:01-23:49:59 17 000 0,7 4 250 000 85
19:05:00-22:00:00 4 000 0,6 1 000 000 125

2. AFLT
22:00:01-23:49:59 4 000 0,6 1 000 000 85
3 ALRS 19:05:00-22:00:00 6 000 0,45 2 250 000 125
' 22:00:01-23:49:59 6 000 0,45 2 250 000 85
19:05:00-22:00:00 36 000 0,80 9000 000 125

4. CBOM
22:00:01-23:49:59 36 000 0,80 9000 000 85
19:05:00-22:00:00 300 0,50 75 000 125

5. CHMF
22:00:01-23:49:59 300 0,50 75000 85
19:05:00-22:00:00 2 000 0,8 500 000 125

6. DSKY
22:00:01-23:49:59 2 000 0,8 500 000 85
. FEES 19:05:00-22:00:00 1 600 000 0,70 400 000 000 125
' 22:00:01-23:49:59 1 600 000 0,70 400 000 000 85
8 EIVE 19:05:00-22:00:00 100 0,60 25000 125
' 22:00:01-23:49:59 100 0,60 25000 85
9 GAZP 19:05:00-22:00:00 2 600 0,12 1 040 000 125
' 22:00:01-23:49:59 2 600 0,12 1 040 000 85
19:05:00-22:00:00 700 0,8 175 000 125

10. GLTR
22:00:01-23:49:59 700 0,8 175 000 85




19:05:00-22:00:00 20 0,35 7500 125
11. GMKN
22:00:01-23:49:59 20 0,35 7 500 85
19:05:00-22:00:00 100 0,90 25 000 125
12. HHRU
22:00:01-23:49:59 100 0,90 25 000 85
19:05:00-22:00:00 500 000 0,70 125 000 000 125
13. HYDR
22:00:01-23:49:59 500 000 0,70 125 000 000 85
y RAG 19:05:00-22:00:00 62 000 0,60 15 500 000 125
' 22:00:01-23:49:59 62 000 0,60 15 500 000 85
19:05:00-22:00:00 100 0,35 37 500 125
15. LKOH
22:00:01-23:49:59 100 0,35 37 500 85
19:05:00-22:00:00 300 0,90 75 000 125
16. LSRG
22:00:01-23:49:59 300 0,90 75 000 85
19:05:00-22:00:00 8 000 0,70 2 000 000 125
17. MAGN
22:00:01-23:49:59 8 000 0,70 2 000 000 85
19:05:00-22:00:00 200 05 50 000 125
18. MAIL
22:00:01-23:49:59 200 05 50 000 85
19:05:00-22:00:00 100 0,45 37 500 125
19. MGNT
22:00:01-23:49:59 100 0,45 37 500 85
19:05:00-22:00:00 3000 0,50 750 000 125
20. MOEX
22:00:01-23:49:59 3000 0,50 750 000 85
19:05:00-22:00:00 900 0,50 225 000 125
21. MTSS
22:00:01-23:49:59 900 0,50 225 000 85
19:05:00-22:00:00 2 000 0,50 500 000 125
22. NLMK
22:00:01-23:49:59 2 000 0,50 500 000 85
19:05:00-22:00:00 300 0,50 75 000 125
23. NVTK
22:00:01-23:49:59 300 0,50 75 000 85
19:05:00-22:00:00 150 0,50 37 500 125
24. OZON
22:00:01-23:49:59 150 0,50 37 500 85
19:05:00-22:00:00 100 0,80 25 000 125
25. PHOR
22:00:01-23:49:59 100 0,80 25 000 85
19:05:00-22:00:00 500 0,90 125 000 125
26. PIKK
22:00:01-23:49:59 500 0,90 125 000 85
19:05:00-22:00:00 30 0,60 7500 125
27. PLZL
22:00:01-23:49:59 30 0,60 7 500 85
19:05:00-22:00:00 11000 05 2 750 000 125
28. POGR
22:00:01-23:49:59 11000 05 2 750 000 85
19:05:00-22:00:00 200 0,70 50 000 125
29. POLY
22:00:01-23:49:59 200 0,70 50 000 85
19:05:00-22:00:00 200 08 50 000 125
30. QIWI
22:00:01-23:49:59 200 08 50 000 85
19:05:00-22:00:00 1100 0,45 412 500 125
31. ROSN
22:00:01-23:49:59 1100 0,45 412 500 85
2 RS 19:05:00-22:00:00 210 000 07 52 500 000 125
' 22:00:01-23:49:59 210 000 07 52500000 85
19:05:00-22:00:00 3000 0,80 750 000 125
33. RTKM
22:00:01-23:49:59 3000 0,80 750 000 85
34. RUAL 19:05:00-22:00:00 8 000 0,80 2 000 000 125




22:00:01-23:49:59 8 000 0,80 2 000 000 85
19:05:00-22:00:00 2600 0,12 1040 000 125
35. SBER
22:00:01-23:49:59 2600 0,12 1040 000 85
19:05:00-22:00:00 1700 0,50 425 000 125
36. SBERP
22:00:01-23:49:59 1700 0,50 425 000 85
19:05:00-22:00:00 10 000 0,35 3750 000 125
37. SNGS
22:00:01-23:49:59 10 000 0,35 3 750 000 85
19:05:00-22:00:00 11 000 0,45 4125 000 125
38. SNGSP
22:00:01-23:49:59 11 000 0,45 4125 000 85
19:05:00-22:00:00 700 0,45 262 500 125
39. TATN
22:00:01-23:49:59 700 0,45 262 500 85
19:05:00-22:00:00 600 0,70 150 000 125
40. TATNP
22:00:01-23:49:59 600 0,70 150 000 85
19:05:00-22:00:00 200 0,80 50 000 125
41. TCSG
22:00:01-23:49:59 200 0,80 50 000 85
19:05:00-22:00:00 2 0,60 500 125
42. TRNFP
22:00:01-23:49:59 2 0,60 500 85
19:05:00-22:00:00 110 000 0,80 27 500 000 125
43. UPRO
22:00:01-23:49:59 110 000 0,80 27 500 000 85
a4 VTBR 19:05:00-22:00:00 11 000 000 0,35 4 125 000 000 125
' 22:00:01-23:49:59 11 000 000 0,35 4125000 000 85
19:05:00-22:00:00 100 0,50 25000 125
45, YNDX
22:00:01-23:49:59 100 0,50 25000 85




