OTPACJIEBbIE MHAEKCDI

MioHb 2020

OTpacneBble MHAEKCHI NPeACTaBNsioT CO60M LEHOBble B3BELUEHHbIE MO PbIHOYHOM KanuTanu3auuu MHAEKCbl Haubonee NMKBUAHLIX aKUMIA POCCUMNCKUX
3MUTEHTOB, obpallatomxcsi Ha MOCKOBCKOM Bupxe 1 BrIIOUEHHbIX B 6a3y pacyeTa MHaekca LIMPOKOro pblHKa. PacyeT MHAEKCOB OCYLLECTBSIETCS Ha

OCHOBE LIEH aKLyii, BbIPXEHHbIX B py6nsix PO u B gonnapax CLUA.

OTPACJIEBbIE MUHAOEKCbI

2018 2019 1 nr. 2020

20 000 - HoxoaHocTb
18 000 -
16 000 - — MoTpe6. cexTop
14 000 - XvMunyeckoe np-Bo
12 000 - — DuUHaHCbI
10 000 - DneKTpo3HepreTuka
8000 - Metannbl u [Jobblya
6000 HedTb 1 a3
4000 - TenekoMMyHUKaLun
2000 - . TpaHcnopT
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Kanutanusauus, mapa. pyb6.
OCHOBHbIE Kon-go Gymar O6wasn CpeaH. Makc. MuH.
XAPAKTEPUCTUKHU
MoTpebuT. cekTop 13 2 645 203 1031
Xumusa n HedbTexumms 6 907 151 342 1
DuUHaHCbI 9 5750 639 4378 20
DnekTposHepreTuka 19 1989 105 506 4
MeTtannbl n obblya 13 8474 652 2959 11
HedTb 1 a3 11 18 467 1679 4575 43
TenekoMMyHuMKaLmm 4 935 234 662 16
TpaHcnopTt 5 332 66 201 2
OTtpacnb Kop ISIN
MoTpebuTenbekuii cekTop MOEXCN RU000A0JQS82
RTScr RUOOOAOJPEHO
XMMIS 1 HedbTexMMMs MOEXCH RUO00A0JQS90
RTSch RUOOOA0JUK43
YR MOEXFN RUOOOAQJIPYX5
RTSfn RUOOOAOJQR75
SneKTposHepreTvka MOEXEU RUO00AO0IP7M1
RTSeu RUOOOAOJQRS83
e [ 5 R MOEXMM RUOOOAOJPDF6
RTSmm RUOOOAQJPEF4
MOEXOG RUOOOAOQJP7L3
HedTb 1 a3
RTSog RUOOOAOQJPED9
VST BT MOEXTL RUOOOAQJP7N9
RTSt RUOOOAOQJPEE7
MOEXTN RUOOOAOQJUK35
TpaHcnopT
RTStn RUOOOAOQJUKS50
Mockosckas Bbupxa
index@moex.com
MOCKOBCKAA +7 (495) 363 32 32

BUPXA

-12,9% 9,1% 6,6%
4,8% 2,6% 9,5%
-20,1% 27,0% -8,4%
-11,4%  25,0% 5,9%
8,7% 10,6% 8,0%
36,3% 24,5% -20,8%
-2,6% 27,9% 5,2%
-22,3% 12,7% -11,5%
ons
Kannfanuaaunu Makc. Bec
Mennan. PbIHKA aKuui akuum
74 6,0% 16,9%
159 2,1% 46,9%
171 13,0% 23,0%
50 4,5% 15,8%
413 19,2% 16,0%
1203 41,8% 15,2%
128 2,1% 77,7%
22 0,8% 56,7%
Bloomberg Reuters
MOEXCN .MOEXCN
RTSCR$ .RTSCR
MOEXCH .MOEXCH
RTSCH .RTSch
MOEXFN .MOEXFN
RTSFN$ .RTSFN
MOEXEU .MOEXEU
RTSEU$ .RTSEU
MOEXMM .MOEXMM
RTSMM$ .RTSMM
MOEXOG .MOEXOG
RTSOG$ .RTSOG
MOEXTL .MOEXTL
RTSTL$ .RTSTL
MOEXTN .MOEXTN
RTSTN .RTStn

[lenapTaMeHT MHAEKCOB 1 BUPXKEBOIN MHbOPMaLIMK



BA3bl PACHETA OTPACNEBbBIX UHAEKCOB WioHb 2020

UHpexkc Kop Kan., Free- Unpexc. Bec Unpekc Koa Kan., Free- UHpekc. Bec
mnpa. pyé Float kan., mapa. mnpa. Float kan., mnpa.
py6. py6 py6.
LKOH 3658,0 55% 173,7 15,2% YNDX 10315 97% 28,0 16,9%
NVTK 3076,4 21% 169,8 14,8% FIVE 6795 41% 27,1 16,3%
GAZP 4 574,7 50% 166,7 14,6% g MGNT 4103 71% 24,3 14,7%
o ROSN 38238 11% 165,4 14,4% % DSKY 74,3 55% 23,0 13,8%
'; TATN 1202,6 32% 148,9 13,0% o AGRO 88,0 21% 18,5 11,1%
2 SNGS 13724 25% 107,1 9,4% S LNTA 829 21% 17,4 10,5%
g TRNFP 208,6 37% 77,2 6,7% é MVID 73,1  10% 7,3 4,4%
T SNGSP 270,1 73% 61,5 54% °r§’ APTK 95,9 6% 58 3,5%
TATNP 79,5 100% 308 2,7% ‘é PRTK 52,6 9% 4,7 2,8%
BANEP 42,8 63% 27,0  2,4% 5 BELU 26,0 18% 4,7 2,8%
RNFT 157,9 11% 174  1,5% = SVAV 88 29% 2,5 1,5%
AQUA 17,9 8% 1,4 0,9%
° PHOR 342,3 25% 85,6 46,9% OBUV 36 32% 1,2 0,7%
g g kzos 1585  23% 36,5 20,0%
§ § NKNC 159,5 19% 30,3 16,6% + S MTSS 662,2 45% 298,0 77,7%
S © AKRN 225,5 7% 158 8,7% g § RTKM 2258 29% 65,5 17,1%
2 §. NKNCP 19,5 67% 13,1 7,2% % T RTKMP 164 69% 11,3 2,9%
KzOospP 1,4 81% 1,1 0,6% F £ MGTsp 30,7 28% 8,6 2,2%
MOEX 257,7 63% 162,3 23,0% HYDR 312,1  19% 43,2 15,8%
SBER 4377,8 48% 157,7 22,4% FEES 2383 18% 41,6 15,2%
TCSG 171,5 89% 152,6 21,7% IRAO 506,3 33% 40,1 14,6%
§ VTBR 452,6 27% 122,2 17,3% RSTI 2969 11% 32,7 11,9%
o QIWI 63,3 57% 36,1 5,1% UPRO 175,6 16% 28,1 10,3%
3 CBOM 166,4 20% 33,3 4,7% OGKB 87,1 19% 16,6 6,0%
SFIN 50,9 37% 188 2,7% © MSNG 88,2 15% 13,2 4,8%
SBERP 189,1  100% 142 2,0% GE) LSNGP 144  76% 11,0 4,0%
BSPB 20,3 36% 73 1,0% ‘g_ TGKA 50,3 19% 9,6 3,5%
= ENRU 354 25% 8,8 3,2%
2  MRKP 22 27% 6,0 2,2%
PLZL 1 609,4 21% 192,0 16,0% az) MSRS 53,3 10% 53 2,0%
POLY 658,0 45% 184,5 15,4% m MRKC 11,8 34% 4,0 1,5%
ALRS 474,9 34% 161,5 13,5% IRGZ 55,4 7% 3,9 1,4%
© NLMK 844,1 19% 160,4 13,4% MRKV 143 21% 3,0 1,1%
a GMKN 2 959,2 38% 158,2 13,2% RSTIP 4,2 53% 2,2 0,8%
= CHMF 724,0 20% 144,8 12,1% MRKU 140 13% 1,8 0,7%
; MAGN 413,3 16% 66,1 55% MRKZ 4,7 30% 1,4 0,5%
= RUAL 399,3 16% 63,9 53% MRKY 4,1 29% 1,2 0,4%
£ VSMO 215,4 9% 194  1,6%
= TRMK 62,0 30% 186 1,6% - AFLT 909 41% 37,3 56,7%
MTLR 27,1 50% 136 1,1% &  NMTP 2015 10% 20,1 30,7%
RASP 76,2 12% 9,1 0,8% § FESH 21,6 26% 5,6 8,6%
MTLRP 11,5 60% 6,9 0,6% §- NKHP 156 14% 2,2 3,3%
GTRK 2,4  20% 0,5 0,7%
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HacToswmi oKyMeHT 6bi1 MOAFOTOB/IEH M BbinyLeH My6aMYHbIM aKLMOHEpPHbIM 061LecTBoM «MockoBckasi Bupxka MMBB-PTC» (panee — «KomnaHusi»). Ecnv HeT kakoi-nbo oroBopku 06 MHOM,
T0 KOMNaHusi CYMTAETCS UCTOUHUKOM BCeil MHGbOPMALMM, U3NOXKEHHON B HACTOsILEM AOKyMeHTe. [laHHas WH(OpMaums NpeaoCTaBnisieTcsl Mo COCTOSIHWIO Ha AATy HACTOSILEro AOKyMeHTa W
MOXeT BbITb M3MeHeHa 6e3 kakoro-nMbo yBeAoOMNeHus.

[aHHbIi AOKYMEHT He SIBMSieTCs, He (OPMUPYET U He AOMKEH PAcCMaTpUBaTLCS B KayeCTBE MPEANOXKEHUS WM Xe MPUrNalleHns Ans NPOAaXW WAW yyacTus B MOAMUCKE, UM Xe, Kak
NoBY>XAEHWE K NPUOBPETEHMIO UMW XKE K MOANUCKE Ha Kakue-nbo LieHHble ByMaru, a Takxe 3TOT AOKYMEHT UM ero YacTb UK xe (akT ero pacnpocTpaHeHusi He SBNSIOTCS OCHOBaHWEM U Ha
HUX HEeNb3s NonaraTbCs B CBS3M C KakUM-IMEO NPEeANoKEHUEM, AOrOBOPOM, 0BS3aTeNbCTBOM WM XKE WHBECTULMOHHBIM PELUEHUEM, CBS3aHHBIMA C HUM, PaBHO KakK W OH He sBAseTcs
peKoMeHAALMEN OTHOCUTENBHO LIEHHbIX ByMar KOMMaHuu.

V3noxeHHas B AAHHOM AOKyMeHTe MHbOpMaLMs He siBnsnach NpPeAMETOM HE3aBMUCKUMON NPOBEPKU. B HEM Takxe He COAEPXKUTCS KakuX-MbOo 3aBepeHwin Unu rapaHTuii, chopMyaMpoBaHHbIX
UK MOApasyMEBAEMbIX U HUKTO He AOMKEH NOoMaraTbCsl Ha AOCTOBEPHOCTb, TOYHOCTb W MOMHOTY MH(OPMALMK WM MHEHUS, U3MOXEHHOTO 3AeCb. HUKTO M3 KOMNaHuu unn kakvx-nnbo ee
AOYEpHUX 0BLWeCTB UK adbUIMPOBaHHbIX UL UM UX AUPEKTOPOB, COTPYAHUKOB WM PaBOTHUKOB, KOHCYNLTAHTOB UM WMX NpeAcTaBuUTeNell He MPUHWUMAET KakoW-nMbo OTBETCTBEHHOCTW
(He3aBMCMMO OT TOrO, BO3HWKNA /M OHA B Pe3yNbTaTe XanaTHOCTU UM YEero-To Apyroro), MpsiMo UM KOCBEHHO CBS3aHHOM C UCMO/b30BAHWEM 3TOrO AOKYMEHTA UMM MHBIM 06Pa3oM BO3HMKLUEN
13 Hero.

[aHHbIA IOKYMEHT COAEPXMUT MPOrHO3HbIE 3asiBNEHUs. Bce BKIIOYEHHbIE B HACTOSLMIA [OKYMEHT 3asiBEHWs, 3a UCKIIOYEHMEM 3asiBNIEHWI 06 UCTOpUYecKuX dakTax, BKouas, HO, He
OrpaHNyYMBasICh, 3asBIEHNUSIMU, OTHOCSLUMMUCS K HaLleMy (UHAHCOBOMY MONOXeEHWMIO, BU3HEC-CTpaTerny, nnaHaM MeHeMKMEHTa W LensM Mo GyAyluuM onepaumsiMm sBSIOTCS MPOTHO3HbIMM
3asIBNIEHNAMM. ST NPOrHO3HbIE 3asBMIEHNSI BKIIOYAIOT B CE6SI M3BECTHBIE U HEM3BECTHBIE PUCKW, (DAKTOPbI HEOMPEAENEHHOCTU W UHble (DaKTOPbl, KOTOPbIE MOTYT CTaTb MPUYUHON TOTO, YTO
HalLW HbIHEWHWE MOKa3aTesnu, AOCTWXKEHWS!, CBEPLUEHWS N XKE NPOWU3BOACTBEHHbIE NOKasaTenu, GyayT CyLEeCTBEHHO OT/IMYATLCS OT TEX, KOTopble ChopMyMPOBaHbI AW MOAPa3yMEBAIOTCS
NOA 3TUMK NPOTrHO3HBIMK 3asiBNEHUSAMU. [JaHHbIE NPOrHO3HbIE 3aBMIEHNS OCHOBAHBI HA MHOMOYMCIIEHHBIX MPE3YMMLNSX OTHOCUTENBHO HaLueli HbIHELHelt 1 Byaylueil GusHec-cTpaTerum u cpeabl,
B KOTOPOIi Mbl 0XXWMAAEM OCYILECTBISITb CBOIO AESATENBHOCTb B ByAyLLEM. BaxHeiilumMm1 dakTopamm, KOTOpble MOTYT NOBMSITL Ha HALWW HbIHELIHWE NOKA3aTenu, AOCTVUXKEHWS], CBEPLUEHNS UM Xe
NPOM3BOACTBEHHbIE MOKA3aTeNM, KOTOPble MOTYT CYLIECTBEHHO OT/IMYATLCS OT TeX, KOTOpble CCHOPMYMPOBAHbI UM MOAPA3YMEBAIOTCS 3TUMU MPOTHO3HBLIMU 3asIBIEHUSIMU SABASIOTCS, MOMUMO
MHbIX (haKTOpOB, Cneaylolume:

. BOCMPUSITUE PbIHOYHBIX YCYT, MPEeAoCTaBsieMbix KoMnaHueli v ee fo4epHUMM obluecTBamu;

*  BOMATU/BLHOCTb (@) POCCUIACKON SKOHOMMKM U PbiHKa LieHHbIX ByMar 1 (b) ceKTOpOoB C BbICOKMM YPOBHEM KOHKYPEHLIMM, B KOTOPbIX KOMMaHust 1 ee aouepHue 06LIecTBa OCYLLECTBASIIOT CBOKO
NeATeNbHOCTb;

*  M3MeHeHws B (a) OTEYECTBEHHOM U MEXAYHapPOAHOM 3aKOHOAATENbCTBE M HAIOrOBOM perynvMpoBaHum 1 (b) rocyaapCTBEHHbIX MPOrpaMmax, OTHOCALMXCS K (PUHAHCOBLIM PbIHKaM U PbIHKaM
LieHHbIX bymar;

. POCTOM YPOBHS KOHKYPEHLIMN CO CTOPOHbI HOBbIX MTPOKOB Ha pbiHKE Poccuu;

*  CMocobHOCTb ycrieBaTb 3a ObICTPbIMM WM3MEHEHUSIMW B HayYHO-TEXHUYECKOW cpefe, BKIOYas CrMOCOGHOCTb WCMONb30BaTh PacluMpeHHble (hyHKLUMOHAmbHbIE BO3MOXHOCTM, KOTOPbIE
NONYNSIPHbI CPEAN KNNEHTOB KOMMaHUM 1 ee J04EPHUX OBLLECTB;

. CMOCOBHOCTb COXPaHSTb MPEEMCTBEHHOCTb NpoLiecca BHEAPEHUSI HOBbIX KOHKYPEHTHbIX NPOAYKTOB U YC/yr, PaBHO Kak 1 NnoaaepxXka KOHKYpPeHTOCNOCO6HOCTH;

*  CrMocoBHOCTb NpUB/EKaTb HOBbIX KIIMEHTOB Ha OTEYECTBEHHBIN PbIHOK U B 3apy6eXHbIX I0pUCAVKLNSX;

*  CrMOcOBHOCTb YBENMUMBATH NpesIoKeHNe NPOAYKLIMU B 3apy6eXHbIX IOpUCAMKLIMSIX.

MporHo3Hble 3asBNeHNUs AENAOTCA TONbKO Ha AaTy HacTOSILLEro AOKYMEHTa, U Mbl TOYHO OTPULI@EM Hanuume NobbiX 0653aTenbCTB MO OGHOBEHWIO UM MEPECMOTPY MPOrHO3HbIX 3asiBNeHUi B
HaCTosILLEM [IOKYMEHTE B CBS3U C U3MEHEHUSIMU HALUMX OXKWAAHUI, UNU NEpPeMeH B YCIIOBUSIX UM 06CTOSTENbCTBAX, Ha KOTOPbIX OCHOBaHbI 3TU NPOTHO3HbIE 3asBNIEHUS.
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